
Underlying instrument - FCPO CBOT Soybean oil futures
Cont Sett Change Open High Low Volm Open Int Cont Sett Change Open High Low Volm Open Int
SEP 23 3,910 50 3,860 3,915 3,860 158 2,455 SEP 23 66.55 1.01 66.10 66.75 66.00 385         1,213        
OCT 23 3,987 28 3,944 4,014 3,941 2,325 21,401 OCT 23 64.75 0.66 64.10 65.19 63.95 25,048    68,023      
NOV 23 4,040 30 4,010 4,068 3,990 22,658 49,847 DEC 23 63.29 0.66 62.63 63.73 62.51 62,445    198,977    
DEC 23 4,067 33 4,028 4,094 4,017 6,745 32,020 JAN 24 62.64 0.55 61.86 63.03 61.84 14,183    67,861      
JAN 24 4,090 29 4,061 4,119 4,042 4,925 26,413 MAR 24 62.03 0.54 61.28 62.36 61.18 7,203      41,951      
FEB 24 4,105 23 4,094 4,135 4,067 2,097 14,184 MAY 24 61.47 0.48 60.72 61.78 60.66 4,196      32,432      
MAR 24 4,112 25 4,097 4,140 4,074 2,120 17,148 JUL 24 60.83 0.41 60.38 61.12 60.02 2,631      26,886      
APR 24 4,108 25 4,090 4,130 4,067 1,026 9,427 AUG 24 59.99 0.34 59.22 60.00 59.22 208         3,449        
MAY 24 4,089 25 4,060 4,120 4,047 1,745 17,444 SEP 24 59.07 0.26 59.10 59.11 58.91 107         2,384        
JUN 24 4,059 16 4,024 4,097 4,024 1,217 6,074 OCT 24 58.06 0.15 57.96 58.38 57.90 210         2,194        
JUL 24 4,026 16 4,022 4,051 3,999 913 7,072 DEC 24 57.56 0.10 57.18 57.91 57.18 440         10,145      
AUG 24 4,005 16 3,990 4,010 3,990 82 523 JAN 25 57.34 0.10 - - - 10           275           
SEP 24 3,989 16 3,969 4,009 3,969 133 2,681 MAR 25 57.02 0.09 - - - 2             550           
NOV 24 3,970 16 3,990 3,990 3,990 12 2,100 MAY 25 56.74 0.09 - - - 4             68             
JAN 25 3,970 16 2 JUL 25 56.60 0.08 - - - 2             276           
MAR 25 3,970 16
MAY 25 3,970 16 Source : Bloomberg
JUL 25 3,970 16
SEP 25 3,970 16
NOV 25 3,970 16
JAN 26 3,970 16
MAR 26 3,970 16
MAY 26 3,970 16
JUL 26 3,970 16

Calls Puts
Ticker Strike Last 1D% High Low Volm OInt OICh Ticker Strike Last 1D% High Low Volm OInt OICh
Nov-23 (4d 9/8/23); CSize 25; KOX3 4040.00
KOX3C 2850 2850 1189.5 0.00 -         -       -      -            -        KOX3P 2850 2850 0.5 0.00 -           -          -          -          -            
KOX3C 2900 2900 1139.5 0.00 -         -       -      -            -        KOX3P 2900 2900 0.5 0.00 -           -          -          -          -            
KOX3C 2950 2950 1089.5 0.00 -         -       -      -            -        KOX3P 2950 2950 0.5 0.00 -           -          -          -          -            
KOX3C 3000 3000 1039.5 0.00 -         -       -      -            -        KOX3P 3000 3000 0.5 0.00 -           -          -          -          -            
KOX3C 3050 3050 989.5 0.00 -         -       -      -            -        KOX3P 3050 3050 0.5 0.00 -           -          -          -          -            
KOX3C 3100 3100 939.5 0.00 -         -       -      -            -        KOX3P 3100 3100 0.5 0.00 -           -          -          -          -            
KOX3C 3150 3150 889.5 0.00 -         -       -      -            -        KOX3P 3150 3150 0.5 0.00 -           -          -          -          -            
KOX3C 3200 3200 839.5 0.00 -         -       -      -            -        KOX3P 3200 3200 0.5 0.00 -           -          -          -          -            
KOX3C 3250 3250 789.5 0.00 -         -       -      -            -        KOX3P 3250 3250 0.5 0.00 -           -          -          -          -            
KOX3C 3300 3300 739.5 0.00 -         -       -      -            -        KOX3P 3300 3300 0.5 0.00 -           -          -          -          -            
KOX3C 3350 3350 689.5 0.00 -         -       -      -            -        KOX3P 3350 3350 0.5 0.00 -           -          -          -          -            
KOX3C 3400 3400 639.5 0.00 -         -       -      -            -        KOX3P 3400 3400 0.5 0.00 -           -          -          -          -            
KOX3C 3450 3450 589.5 0.00 -         -       -      -            -        KOX3P 3450 3450 0.5 0.00 -           -          -          -          -            
KOX3C 3500 3500 540 0.00 -         -       -      -            -        KOX3P 3500 3500 0.5 0.00 -           -          -          -          -            
KOX3C 3550 3550 490 0.00 -         -       -      -            -        KOX3P 3550 3550 0.5 0.00 -           -          -          -          -            
KOX3C 3600 3600 440 0.00 -         -       -      -            -        KOX3P 3600 3600 0.5 0.00 -           -          -          -          -            
KOX3C 3650 3650 391 0.00 -         -       -      -            -        KOX3P 3650 3650 1 0.00 -           -          -          -          -            
KOX3C 3700 3700 342.5 0.00 -         -       -      -            -        KOX3P 3700 3700 2.5 0.00 -           -          -          400         -            
KOX3C 3750 3750 294.5 0.00 -         -       -      -            -        KOX3P 3750 3750 5 0.00 -           -          -          -          -            
KOX3C 3800 3800 249 0.00 -         -       -      -            -        KOX3P 3800 3800 9 0.00 -           -          -          -          -            
KOX3C 3850 3850 205.5 0.00 -         -       -      -            -        KOX3P 3850 3850 15.5 0.00 -           -          -          -          -            
KOX3C 3900 3900 165.5 0.00 -         -       -      -            -        KOX3P 3900 3900 25.5 0.00 -           -          -          -          -            
KOX3C 3950 3950 129.5 0.00 -         -       -      -            -        KOX3P 3950 3950 40 0.00 -           -          -          -          -            
KOX3C 4000 4000 98.5 0.00 -         -       -      -            -        KOX3P 4000 4000 58.5 0.00 -           -          -          -          -            
KOX3C 4050 4050 72.5 0.00 -         -       -      -            -        KOX3P 4050 4050 82.5 0.00 -           -          -          -          -            
KOX3C 4100 4100 51.5 0.00 -         -       -      -            -        KOX3P 4100 4100 111.5 0.00 -           -          -          -          -            
KOX3C 4150 4150 35.5 0.00 -         -       -      -            -        KOX3P 4150 4150 145.5 0.00 -           -          -          -          -            
KOX3C 4200 4200 23.5 0.00 -         -       -      100.0        -        KOX3P 4200 4200 183.5 0.00 -           -          -          -          -            
KOX3C 4250 4250 15 0.00 -         -       -      -            -        KOX3P 4250 4250 225 0.00 -           -          -          -          -            
KOX3C 4300 4300 9 0.00 -         -       -      -            -        KOX3P 4300 4300 269 0.00 -           -          -          -          -            
KOX3C 4350 4350 5.5 0.00 -         -       -      -            -        KOX3P 4350 4350 315 0.00 -           -          -          -          -            
KOX3C 4400 4400 3 0.00 -         -       -      50.0          -        KOX3P 4400 4400 363 0.00 -           -          -          -          -            
KOX3C 4450 4450 1.5 0.00 -         -       -      -            -        KOX3P 4450 4450 411.5 0.00 -           -          -          -          -            
KOX3C 4500 4500 1 0.00 -         -       -      -            -        KOX3P 4500 4500 460.5 0.00 -           -          -          -          -            
KOX3C 4550 4550 0.5 0.00 -         -       -      -            -        KOX3P 4550 4550 510 0.00 -           -          -          -          -            
KOX3C 4600 4600 0.5 0.00 -         -       -      -            -        KOX3P 4600 4600 560 0.00 -           -          -          -          -            
KOX3C 4650 4650 0.5 0.00 -         -       -      -            -        KOX3P 4650 4650 610 0.00 -           -          -          -          -            
KOX3C 4700 4700 0.5 0.00 -         -       -      -            -        KOX3P 4700 4700 659.5 0.00 -           -          -          -          -            
KOX3C 4750 4750 0.5 0.00 -         -       -      -            -        KOX3P 4750 4750 709.5 0.00 -           -          -          -          -            
KOX3C 4800 4800 0.5 0.00 -         -       -      -            -        KOX3P 4800 4800 759.5 0.00 -           -          -          -          -            
KOX3C 4850 4850 0.5 0.00 -         -       -      -            -        KOX3P 4850 4850 809.5 0.00 -           -          -          -          -            
KOX3C 4900 4900 0.5 0.00 -         -       -      -            -        KOX3P 4900 4900 859.5 0.00 -           -          -          -          -            
KOX3C 4950 4950 0.5 0.00 -         -       -      -            -        KOX3P 4950 4950 909.5 0.00 -           -          -          -          -            
KOX3C 5000 5000 0.5 0.00 -         -       -      -            -        KOX3P 5000 5000 959.5 0.00 -           -          -          -          -            
KOX3C 5050 5050 0.5 0.00 -         -       -      -            -        KOX3P 5050 5050 1009.5 0.00 -           -          -          -          -            
KOX3C 5100 5100 0.5 0.00 -         -       -      -            -        KOX3P 5100 5100 1059.5 0.00 -           -          -          -          -            
KOX3C 5150 5150 0.5 0.00 -         -       -      -            -        KOX3P 5150 5150 1109.5 0.00 -           -          -          -          -            
KOX3C 5200 5200 0.5 0.00 -         -       -      -            -        KOX3P 5200 5200 1159.5 0.00 -           -          -          -          -            
KOX3C 5250 5250 0.5 0.00 -         -       -      -            -        KOX3P 5250 5250 1209.5 0.00 -           -          -          -          -            
KOX3C 5300 5300 0.5 0.00 -         -       -      -            -        KOX3P 5300 5300 1259.5 0.00 -           -          -          -          -            
Dec-23 (36d 10/10/23); CSize 25; KOZ3 4067.00
KOZ3C 2700 2700 1362.5 0.00 0.0 0 0 0 0 KOZ3P 2700 2700 0.5 0.00 -           -          0 -          -            
KOZ3C 2750 2750 1312.5 0.00 -         -       -      -            -        KOZ3P 2750 2750 0.5 0.00 -           -          -          -          -            
KOZ3C 2800 2800 1263 0.00 -         -       -      -            -        KOZ3P 2800 2800 0.5 0.00 -           -          -          -          -            
KOZ3C 2850 2850 1213 0.00 -         -       -      -            -        KOZ3P 2850 2850 0.5 0.00 -           -          -          -          -            
KOZ3C 2900 2900 1163.5 0.00 -         -       -      -            -        KOZ3P 2900 2900 0.5 0.00 -           -          -          -          -            
KOZ3C 2950 2950 1113.5 0.00 -         -       -      -            -        KOZ3P 2950 2950 0.5 0.00 -           -          -          -          -            
KOZ3C 3000 3000 1064 0.00 -         -       -      -            -        KOZ3P 3000 3000 0.5 0.00 -           -          -          -          -            
KOZ3C 3050 3050 1014.5 0.00 -         -       -      -            -        KOZ3P 3050 3050 1 0.00 -           -          -          -          -            
KOZ3C 3100 3100 965 0.00 -         -       -      -            -        KOZ3P 3100 3100 1 0.00 -           -          -          -          -            
KOZ3C 3150 3150 916 0.00 -         -       -      -            -        KOZ3P 3150 3150 2 0.00 -           -          -          -          -            
KOZ3C 3200 3200 867 0.00 -         -       -      -            -        KOZ3P 3200 3200 3 0.00 -           -          -          -          -            
KOZ3C 3250 3250 818.5 0.00 -         -       -      -            -        KOZ3P 3250 3250 4 0.00 -           -          -          -          -            
KOZ3C 3300 3300 770 0.00 -         -       -      -            -        KOZ3P 3300 3300 5.5 0.00 -           -          -          300         -            
KOZ3C 3350 3350 722.5 0.00 -         -       -      -            -        KOZ3P 3350 3350 8 0.00 -           -          -          -          -            
KOZ3C 3400 3400 675.5 0.00 -         -       -      -            -        KOZ3P 3400 3400 11 0.00 -           -          -          200         -            
KOZ3C 3450 3450 629.5 0.00 -         -       -      -            -        KOZ3P 3450 3450 14.5 0.00 -           -          -          -          -            
KOZ3C 3500 3500 584.5 0.00 -         -       -      -            -        KOZ3P 3500 3500 19.5 0.00 -           -          -          -          -            
KOZ3C 3550 3550 540.5 0.00 -         -       -      -            -        KOZ3P 3550 3550 25.5 0.00 -           -          -          -          -            
KOZ3C 3600 3600 498 0.00 -         -       -      -            -        KOZ3P 3600 3600 32.5 0.00 -           -          -          -          -            
KOZ3C 3650 3650 456.5 0.00 -         -       -      -            -        KOZ3P 3650 3650 41 0.00 -           -          -          -          -            
KOZ3C 3700 3700 417 0.00 -         -       -      -            -        KOZ3P 3700 3700 51.5 0.00 -           -          -          50           -            
KOZ3C 3750 3750 379 0.00 -         -       -      -            -        KOZ3P 3750 3750 63.5 0.00 -           -          -          50           -            
KOZ3C 3800 3800 343 0.00 -         -       -      300.0        -        KOZ3P 3800 3800 77 0.00 -           -          -          200         -            
KOZ3C 3850 3850 309 0.00 -         -       -      75.0          -        KOZ3P 3850 3850 93 0.00 -           -          -          -          -            
KOZ3C 3900 3900 277 0.00 -         -       -      -            -        KOZ3P 3900 3900 110.5 0.00 -           -          -          -          -            
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KOZ3C 3950 3950 247.5 0.00 -         -       -      -            -        KOZ3P 3950 3950 130.5 0.00 -           -          -          -          -            
KOZ3C 4000 4000 219.5 0.00 -         -       -      200.0        -        KOZ3P 4000 4000 153 0.00 -           -          -          -          -            
KOZ3C 4050 4050 194 0.00 -         -       -      -            -        KOZ3P 4050 4050 177 0.00 -           -          -          -          -            
KOZ3C 4100 4100 170.5 0.00 -         -       -      -            -        KOZ3P 4100 4100 203.5 0.00 -           -          -          -          -            
KOZ3C 4150 4150 149 0.00 -         -       -      -            -        KOZ3P 4150 4150 232 0.00 -           -          -          -          -            
KOZ3C 4200 4200 130 0.00 -         -       -      -            -        KOZ3P 4200 4200 262.5 0.00 -           -          -          -          -            
KOZ3C 4250 4250 112.5 0.00 -         -       -      -            -        KOZ3P 4250 4250 295 0.00 -           -          -          -          -            
KOZ3C 4300 4300 97 0.00 -         -       -      -            -        KOZ3P 4300 4300 329 0.00 -           -          -          -          -            
KOZ3C 4350 4350 83 0.00 -         -       -      -            -        KOZ3P 4350 4350 365.5 0.00 -           -          -          -          -            
KOZ3C 4400 4400 71 0.00 -         -       -      100.0        -        KOZ3P 4400 4400 403 0.00 -           -          -          -          -            
KOZ3C 4450 4450 60.5 0.00 -         -       -      -            -        KOZ3P 4450 4450 442 0.00 -           -          -          -          -            
KOZ3C 4500 4500 51 0.00 -         -       -      -            -        KOZ3P 4500 4500 482.5 0.00 -           -          -          -          -            
KOZ3C 4550 4550 43 0.00 -         -       -      -            -        KOZ3P 4550 4550 524.5 0.00 -           -          -          -          -            
KOZ3C 4600 4600 36 0.00 -         -       -      -            -        KOZ3P 4600 4600 567 0.00 -           -          -          -          -            
KOZ3C 4650 4650 30 0.00 -         -       -      -            -        KOZ3P 4650 4650 611 0.00 -           -          -          -          -            
KOZ3C 4700 4700 25 0.00 -         -       -      -            -        KOZ3P 4700 4700 656 0.00 -           -          -          -          -            
KOZ3C 4750 4750 20.5 0.00 -         -       -      -            -        KOZ3P 4750 4750 701.5 0.00 -           -          -          -          -            
KOZ3C 4800 4800 17 0.00 -         -       -      -            -        KOZ3P 4800 4800 747.5 0.00 -           -          -          -          -            
KOZ3C 4850 4850 14 0.00 -         -       -      -            -        KOZ3P 4850 4850 794.5 0.00 -           -          -          -          -            
KOZ3C 4900 4900 11.5 0.00 -         -       -      -            -        KOZ3P 4900 4900 841.5 0.00 -           -          -          -          -            
KOZ3C 4950 4950 9 0.00 -         -       -      -            -        KOZ3P 4950 4950 889.5 0.00 -           -          -          -          -            
KOZ3C 5000 5000 7.5 0.00 -         -       -      -            -        KOZ3P 5000 5000 937.5 0.00 -           -          -          -          -            
KOZ3C 5050 5050 6 0.00 -         -       -      -            -        KOZ3P 5050 5050 986 0.00 -           -          -          -          -            
KOZ3C 5100 5100 5 0.00 -         -       -      -            -        KOZ3P 5100 5100 1034.5 0.00 -           -          -          -          -            
KOZ3C 5150 5150 4 0.00 -         -       -      -            -        KOZ3P 5150 5150 1083.5 0.00 -           -          -          -          -            
Jan-24 (67d 11/10/23); CSize 25; KOF4 4090.00
KOF4C 2900 2900 1185 0.00 -         -       -      -            -        KOF4P 2900 2900 2 0.00 -           -          -          -          -            
KOF4C 2950 2950 1136 0.00 -         -       -      -            -        KOF4P 2950 2950 3 0.00 -           -          -          -          -            
KOF4C 3000 3000 1087.5 0.00 -         -       -      -            -        KOF4P 3000 3000 4 0.00 -           -          -          150         -            
KOF4C 3050 3050 1039 0.00 -         -       -      -            -        KOF4P 3050 3050 5.5 0.00 -           -          -          -          -            
KOF4C 3100 3100 991.5 0.00 -         -       -      -            -        KOF4P 3100 3100 7 0.00 -           -          -          -          -            
KOF4C 3150 3150 944 0.00 -         -       -      -            -        KOF4P 3150 3150 9.5 0.00 -           -          -          -          -            
KOF4C 3200 3200 897 0.00 -         -       -      -            -        KOF4P 3200 3200 12 0.00 -           -          -          -          -            
KOF4C 3250 3250 850.5 0.00 -         -       -      -            -        KOF4P 3250 3250 15.5 0.00 -           -          -          -          -            
KOF4C 3300 3300 805 0.00 -         -       -      -            -        KOF4P 3300 3300 19.5 0.00 -           -          -          75           -            
KOF4C 3350 3350 760 0.00 -         -       -      -            -        KOF4P 3350 3350 24.5 0.00 -           -          -          -          -            
KOF4C 3400 3400 716.5 0.00 -         -       -      -            -        KOF4P 3400 3400 30.5 0.00 -           -          -          -          -            
KOF4C 3450 3450 673.5 0.00 -         -       -      -            -        KOF4P 3450 3450 37.5 0.00 -           -          -          -          -            
KOF4C 3500 3500 631.5 0.00 -         -       -      -            -        KOF4P 3500 3500 45 0.00 -           -          -          -          -            
KOF4C 3550 3550 591 0.00 -         -       -      -            -        KOF4P 3550 3550 54.5 0.00 -           -          -          -          -            
KOF4C 3600 3600 552 0.00 -         -       -      -            -        KOF4P 3600 3600 64.5 0.00 -           -          -          -          -            
KOF4C 3650 3650 514 0.00 -         -       -      -            -        KOF4P 3650 3650 76.5 0.00 -           -          -          -          -            
KOF4C 3700 3700 477.5 0.00 -         -       -      -            -        KOF4P 3700 3700 89.5 0.00 -           -          -          -          -            
KOF4C 3750 3750 442 0.00 -         -       -      -            -        KOF4P 3750 3750 104 0.00 -           -          -          -          -            
KOF4C 3800 3800 408.5 0.00 -         -       -      -            -        KOF4P 3800 3800 120.5 0.00 -           -          -          -          -            
KOF4C 3850 3850 377 0.00 -         -       -      -            -        KOF4P 3850 3850 138 0.00 -           -          -          -          -            
KOF4C 3900 3900 346.5 0.00 -         -       -      -            -        KOF4P 3900 3900 157.5 0.00 -           -          -          -          -            
KOF4C 3950 3950 317.5 0.00 -         -       -      -            -        KOF4P 3950 3950 178.5 0.00 -           -          -          -          -            
KOF4C 4000 4000 290.5 0.00 -         -       -      150.0        -        KOF4P 4000 4000 201 0.00 -           -          -          -          -            
KOF4C 4050 4050 265 0.00 -         -       -      -            -        KOF4P 4050 4050 225.5 0.00 -           -          -          -          -            
KOF4C 4100 4100 241.5 0.00 -         -       -      -            -        KOF4P 4100 4100 251.5 0.00 -           -          -          -          -            
KOF4C 4150 4150 219 0.00 -         -       -      -            -        KOF4P 4150 4150 279 0.00 -           -          -          -          -            
KOF4C 4200 4200 198.5 0.00 -         -       -      50.0          -        KOF4P 4200 4200 308 0.00 -           -          -          -          -            
KOF4C 4250 4250 179.5 0.00 -         -       -      -            -        KOF4P 4250 4250 338.5 0.00 -           -          -          -          -            
KOF4C 4300 4300 161.5 0.00 -         -       -      50.0          -        KOF4P 4300 4300 370.5 0.00 -           -          -          -          -            
KOF4C 4350 4350 145 0.00 -         -       -      -            -        KOF4P 4350 4350 403.5 0.00 -           -          -          -          -            
KOF4C 4400 4400 130 0.00 -         -       -      -            -        KOF4P 4400 4400 438.5 0.00 -           -          -          -          -            
KOF4C 4450 4450 116.5 0.00 -         -       -      -            -        KOF4P 4450 4450 474.5 0.00 -           -          -          -          -            
KOF4C 4500 4500 104 0.00 -         -       -      -            -        KOF4P 4500 4500 511.5 0.00 -           -          -          -          -            
KOF4C 4550 4550 92.5 0.00 -         -       -      -            -        KOF4P 4550 4550 550 0.00 -           -          -          -          -            
KOF4C 4600 4600 82 0.00 -         -       -      -            -        KOF4P 4600 4600 589 0.00 -           -          -          -          -            
KOF4C 4650 4650 73 0.00 -         -       -      -            -        KOF4P 4650 4650 629.5 0.00 -           -          -          -          -            
KOF4C 4700 4700 64.5 0.00 -         -       -      -            -        KOF4P 4700 4700 671 0.00 -           -          -          -          -            
KOF4C 4750 4750 57 0.00 -         -       -      -            -        KOF4P 4750 4750 713 0.00 -           -          -          -          -            
KOF4C 4800 4800 50 0.00 -         -       -      -            -        KOF4P 4800 4800 756 0.00 -           -          -          -          -            
KOF4C 4850 4850 44 0.00 -         -       -      -            -        KOF4P 4850 4850 799.5 0.00 -           -          -          -          -            
KOF4C 4900 4900 38.5 0.00 -         -       -      -            -        KOF4P 4900 4900 844 0.00 -           -          -          -          -            
KOF4C 4950 4950 34 0.00 -         -       -      -            -        KOF4P 4950 4950 888.5 0.00 -           -          -          -          -            
KOF4C 5000 5000 29.5 0.00 -         -       -      -            -        KOF4P 5000 5000 934 0.00 -           -          -          -          -            
KOF4C 5050 5050 25.5 0.00 -         -       -      -            -        KOF4P 5050 5050 980 0.00 -           -          -          -          -            
KOF4C 5100 5100 22.5 0.00 -         -       -      -            -        KOF4P 5100 5100 1026.5 0.00 -           -          -          -          -            
KOF4C 5150 5150 19.5 0.00 -         -       -      -            -        KOF4P 5150 5150 1073 0.00 -           -          -          -          -            
KOF4C 5200 5200 17 0.00 -         -       -      -            -        KOF4P 5200 5200 1120.5 0.00 -           -          -          -          -            
KOF4C 5250 5250 14.5 0.00 -         -       -      -            -        KOF4P 5250 5250 1167.5 0.00 -           -          -          -          -            
KOF4C 5300 5300 12.5 0.00 -         -       -      -            -        KOF4P 5300 5300 1215.5 0.00 -           -          -          -          -            
KOF4C 5350 5350 11 0.00 -         -       -      -            -        KOF4P 5350 5350 1263.5 0.00 -           -          -          -          -            
Feb-24 (95d 12/8/23); CSize 25; KOG4 4105.00
KOG4C 2750 2750 1346 0.00 -         -       -      -            -        KOG4P 2750 2750 2.5 0.00 -           -          -          -          -            
KOG4C 2800 2800 1297 0.00 -         -       -      -            -        KOG4P 2800 2800 3 0.00 -           -          -          -          -            
KOG4C 2850 2850 1248.5 0.00 -         -       -      -            -        KOG4P 2850 2850 4.5 0.00 -           -          -          -          -            
KOG4C 2900 2900 1200.5 0.00 -         -       -      -            -        KOG4P 2900 2900 5.5 0.00 -           -          -          -          -            
KOG4C 2950 2950 1152.5 0.00 -         -       -      -            -        KOG4P 2950 2950 7.5 0.00 -           -          -          -          -            
KOG4C 3000 3000 1105 0.00 -         -       -      -            -        KOG4P 3000 3000 9.5 0.00 -           -          -          -          -            
KOG4C 3050 3050 1058 0.00 -         -       -      -            -        KOG4P 3050 3050 12 0.00 -           -          -          -          -            
KOG4C 3100 3100 1011.5 0.00 -         -       -      -            -        KOG4P 3100 3100 15 0.00 -           -          -          -          -            
KOG4C 3150 3150 965.5 0.00 -         -       -      -            -        KOG4P 3150 3150 18.5 0.00 -           -          -          -          -            
KOG4C 3200 3200 920.5 0.00 -         -       -      -            -        KOG4P 3200 3200 23 0.00 -           -          -          -          -            
KOG4C 3250 3250 875.5 0.00 -         -       -      -            -        KOG4P 3250 3250 28 0.00 -           -          -          -          -            
KOG4C 3300 3300 832 0.00 -         -       -      -            -        KOG4P 3300 3300 34 0.00 -           -          -          -          -            
KOG4C 3350 3350 789 0.00 -         -       -      -            -        KOG4P 3350 3350 40.5 0.00 -           -          -          -          -            
KOG4C 3400 3400 747 0.00 -         -       -      -            -        KOG4P 3400 3400 48 0.00 -           -          -          -          -            
KOG4C 3450 3450 706.5 0.00 -         -       -      -            -        KOG4P 3450 3450 57 0.00 -           -          -          -          -            
KOG4C 3500 3500 666.5 0.00 -         -       -      -            -        KOG4P 3500 3500 66.5 0.00 -           -          -          -          -            
KOG4C 3550 3550 628 0.00 -         -       -      -            -        KOG4P 3550 3550 77.5 0.00 -           -          -          -          -            
KOG4C 3600 3600 590.5 0.00 -         -       -      -            -        KOG4P 3600 3600 89.5 0.00 -           -          -          -          -            
KOG4C 3650 3650 554 0.00 -         -       -      -            -        KOG4P 3650 3650 103 0.00 -           -          -          -          -            
KOG4C 3700 3700 519.5 0.00 -         -       -      -            -        KOG4P 3700 3700 117.5 0.00 -           -          -          -          -            
KOG4C 3750 3750 485.5 0.00 -         -       -      -            -        KOG4P 3750 3750 133.5 0.00 -           -          -          -          -            
KOG4C 3800 3800 453.5 0.00 -         -       -      -            -        KOG4P 3800 3800 151 0.00 -           -          -          -          -            
KOG4C 3850 3850 422.5 0.00 -         -       -      -            -        KOG4P 3850 3850 170 0.00 -           -          -          -          -            
KOG4C 3900 3900 393 0.00 -         -       -      -            -        KOG4P 3900 3900 190 0.00 -           -          -          -          -            
KOG4C 3950 3950 365 0.00 -         -       -      -            -        KOG4P 3950 3950 211.5 0.00 -           -          -          -          -            
KOG4C 4000 4000 338.5 0.00 -         -       -      -            -        KOG4P 4000 4000 234.5 0.00 -           -          -          -          -            
KOG4C 4050 4050 313.5 0.00 -         -       -      -            -        KOG4P 4050 4050 259 0.00 -           -          -          -          -            
KOG4C 4100 4100 289.5 0.00 -         -       -      -            -        KOG4P 4100 4100 284.5 0.00 -           -          -          -          -            
KOG4C 4150 4150 267 0.00 -         -       -      -            -        KOG4P 4150 4150 311.5 0.00 -           -          -          -          -            
KOG4C 4200 4200 246 0.00 -         -       -      50.0          -        KOG4P 4200 4200 340 0.00 -           -          -          -          -            
KOG4C 4250 4250 226 0.00 -         -       -      -            -        KOG4P 4250 4250 369.5 0.00 -           -          -          -          -            
KOG4C 4300 4300 207.5 0.00 -         -       -      50.0          -        KOG4P 4300 4300 400.5 0.00 -           -          -          -          -            
KOG4C 4350 4350 190 0.00 -         -       -      -            -        KOG4P 4350 4350 433 0.00 -           -          -          -          -            
KOG4C 4400 4400 173.5 0.00 -         -       -      -            -        KOG4P 4400 4400 466 0.00 -           -          -          -          -            
KOG4C 4450 4450 158.5 0.00 -         -       -      -            -        KOG4P 4450 4450 500.5 0.00 -           -          -          -          -            
KOG4C 4500 4500 144.5 0.00 -         -       -      -            -        KOG4P 4500 4500 536.5 0.00 -           -          -          -          -            
KOG4C 4550 4550 131.5 0.00 -         -       -      -            -        KOG4P 4550 4550 573 0.00 -           -          -          -          -            
KOG4C 4600 4600 119.5 0.00 -         -       -      -            -        KOG4P 4600 4600 610.5 0.00 -           -          -          -          -            



KOG4C 4650 4650 108.5 0.00 -         -       -      -            -        KOG4P 4650 4650 649 0.00 -           -          -          -          -            
KOG4C 4700 4700 98.5 0.00 -         -       -      -            -        KOG4P 4700 4700 688.5 0.00 -           -          -          -          -            
KOG4C 4750 4750 89 0.00 -         -       -      -            -        KOG4P 4750 4750 728.5 0.00 -           -          -          -          -            
KOG4C 4800 4800 80.5 0.00 -         -       -      -            -        KOG4P 4800 4800 769.5 0.00 -           -          -          -          -            
KOG4C 4850 4850 72.5 0.00 -         -       -      -            -        KOG4P 4850 4850 811.5 0.00 -           -          -          -          -            
KOG4C 4900 4900 65.5 0.00 -         -       -      -            -        KOG4P 4900 4900 854 0.00 -           -          -          -          -            
KOG4C 4950 4950 59 0.00 -         -       -      -            -        KOG4P 4950 4950 897 0.00 -           -          -          -          -            
KOG4C 5000 5000 53 0.00 -         -       -      -            -        KOG4P 5000 5000 940.5 0.00 -           -          -          -          -            
KOG4C 5050 5050 47.5 0.00 -         -       -      -            -        KOG4P 5050 5050 984.5 0.00 -           -          -          -          -            
KOG4C 5100 5100 42.5 0.00 -         -       -      -            -        KOG4P 5100 5100 1029 0.00 -           -          -          -          -            
KOG4C 5150 5150 38 0.00 -         -       -      -            -        KOG4P 5150 5150 1074.5 0.00 -           -          -          -          -            
KOG4C 5200 5200 34 0.00 -         -       -      -            -        KOG4P 5200 5200 1120 0.00 -           -          -          -          -            

10Days 20Days 30Days 60Days 90Days
CALL Current 30.82 31.8 34.72 32.24 31           
PUT 1 week ago 31.77 26.94 26.54 27.85 31           
MEAN 1 month ago 35.92 32.13 29.58 32.86 35           
CALL 3 months ago 34.96 38.56 42.84 39.78 44           
PUT 6 months ago 55.25 42.44 55 42.88 38           
MEAN
CALL
PUT
MEAN

Source: Bloomberg
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Implied volatility for ATM 

NOV 23

DEC 23

JAN 24

Previous day 1D%CHG
34.20 33.87 0.97
34.20 33.86 1.00
34.20 33.87 0.99
35.17 34.84 0.95
35.17 34.84 0.95
35.17 34.84 0.95

34.70 34.35 1.02

34.69 34.35 0.99
34.71 34.35 1.05


