
Underlying instrument - FCPO CBOT Soybean oil futures
Cont Sett Change Open High Low Volm Open Int Cont Sett Change Open High Low Volm Open Int
SEP 23 3,815 3 3,822 3,875 3,806 1,396 4,307 SEP 23 65.54 -0.61 66.18 66.40 64.74 26,097    34,241      
OCT 23 3,866 43 3,832 3,921 3,823 7,765 29,491 OCT 23 63.68 -0.64 64.30 64.54 62.89 25,615    64,281      
NOV 23 3,881 51 3,840 3,938 3,833 30,031 38,230 DEC 23 62.18 -0.79 62.97 63.20 61.63 53,144    194,425    
DEC 23 3,897 54 3,852 3,951 3,845 7,474 29,989 JAN 24 61.50 -0.76 62.25 62.36 61.00 9,986      65,180      
JAN 24 3,911 52 3,869 3,968 3,865 8,030 23,981 MAR 24 60.79 -0.81 61.56 61.71 60.38 5,773      43,429      
FEB 24 3,922 47 3,884 3,979 3,882 3,041 13,745 MAY 24 60.25 -0.84 61.09 61.09 59.89 2,985      31,153      
MAR 24 3,926 47 3,892 3,982 3,887 3,369 16,344 JUL 24 59.65 -0.87 60.58 60.58 59.35 1,831      27,200      
APR 24 3,916 47 3,891 3,966 3,887 2,624 9,106 AUG 24 58.89 -0.85 59.07 59.14 58.84 95           3,195        
MAY 24 3,897 47 3,866 3,951 3,864 3,439 16,430 SEP 24 58.08 -0.79 59.00 59.00 57.93 81           2,334        
JUN 24 3,873 51 3,840 3,910 3,840 1,416 5,433 OCT 24 57.22 -0.74 57.53 57.53 57.03 40           2,070        
JUL 24 3,841 51 3,810 3,887 3,810 739 6,621 DEC 24 56.79 -0.69 57.62 57.62 56.58 591         8,699        
AUG 24 3,820 47 3,860 3,860 3,820 131 239 JAN 25 56.55 -0.69 56.50 56.50 56.50 1             252           
SEP 24 3,804 47 3,785 3,836 3,785 379 2,553 MAR 25 56.21 -0.68 - - - - 550           
NOV 24 3,785 47 3,770 3,807 3,770 144 1,955 MAY 25 55.91 -0.67 - - - - 68             
JAN 25 3,785 47 JUL 25 55.80 -0.70 - - - - 260           
MAR 25 3,785 47
MAY 25 3,785 47 Source : Bloomberg
JUL 25 3,785 47
SEP 25 3,785 47
NOV 25 3,785 47
JAN 26 3,785 47
MAR 26 3,785 47
MAY 26 3,785 47
JUL 26 3,785 47

Calls Puts
Ticker Strike Last 1D% High Low Volm OInt OICh Ticker Strike Last 1D% High Low Volm OInt OICh
Nov-23 (14d 9/8/23); CSize 25; KOX3 3887.00
KOX3C 2700 2700 1179.5 0.00 -         -       -      -            -        KOX3P 2700 2700 0.5 0.00 -           -          -          -          -            
KOX3C 2750 2750 1129.5 0.00 -         -       -      -            -        KOX3P 2750 2750 0.5 0.00 -           -          -          -          -            
KOX3C 2800 2800 1079.5 0.00 -         -       -      -            -        KOX3P 2800 2800 0.5 0.00 -           -          -          -          -            
KOX3C 2850 2850 1029.5 0.00 -         -       -      -            -        KOX3P 2850 2850 0.5 0.00 -           -          -          -          -            
KOX3C 2900 2900 980 0.00 -         -       -      -            -        KOX3P 2900 2900 0.5 0.00 -           -          -          -          -            
KOX3C 2950 2950 930 0.00 -         -       -      -            -        KOX3P 2950 2950 0.5 0.00 -           -          -          -          -            
KOX3C 3000 3000 880 0.00 -         -       -      -            -        KOX3P 3000 3000 0.5 0.00 -           -          -          -          -            
KOX3C 3050 3050 830 0.00 -         -       -      -            -        KOX3P 3050 3050 0.5 0.00 -           -          -          -          -            
KOX3C 3100 3100 780 0.00 -         -       -      -            -        KOX3P 3100 3100 0.5 0.00 -           -          -          -          -            
KOX3C 3150 3150 730 0.00 -         -       -      -            -        KOX3P 3150 3150 0.5 0.00 -           -          -          -          -            
KOX3C 3200 3200 680.5 0.00 -         -       -      -            -        KOX3P 3200 3200 0.5 0.00 -           -          -          -          -            
KOX3C 3250 3250 630.5 0.00 -         -       -      -            -        KOX3P 3250 3250 0.5 0.00 -           -          -          -          -            
KOX3C 3300 3300 581 0.00 -         -       -      -            -        KOX3P 3300 3300 1 0.00 -           -          -          -          -            
KOX3C 3350 3350 532 0.00 -         -       -      -            -        KOX3P 3350 3350 1.5 0.00 -           -          -          -          -            
KOX3C 3400 3400 483.5 0.00 -         -       -      -            -        KOX3P 3400 3400 3 0.00 -           -          -          -          -            
KOX3C 3450 3450 435.5 0.00 -         -       -      -            -        KOX3P 3450 3450 5 0.00 -           -          -          -          -            
KOX3C 3500 3500 388.5 0.00 -         -       -      -            -        KOX3P 3500 3500 8 0.00 -           -          -          -          -            
KOX3C 3550 3550 343 0.00 -         -       -      -            -        KOX3P 3550 3550 12.5 0.00 -           -          -          -          -            
KOX3C 3600 3600 299.5 0.00 -         -       -      -            -        KOX3P 3600 3600 19 0.00 -           -          -          -          -            
KOX3C 3650 3650 258 0.00 -         -       -      -            -        KOX3P 3650 3650 27.5 0.00 -           -          -          -          -            
KOX3C 3700 3700 219.5 0.00 -         -       -      -            -        KOX3P 3700 3700 39 0.00 -           -          -          400         -            
KOX3C 3750 3750 184.5 0.00 -         -       -      -            -        KOX3P 3750 3750 53.5 0.00 -           -          -          -          -            
KOX3C 3800 3800 152.5 0.00 -         -       -      -            -        KOX3P 3800 3800 71.5 0.00 -           -          -          -          -            
KOX3C 3850 3850 124 0.00 -         -       -      -            -        KOX3P 3850 3850 93 0.00 -           -          -          -          -            
KOX3C 3900 3900 99 0.00 -         -       -      -            -        KOX3P 3900 3900 118 0.00 -           -          -          -          -            
KOX3C 3950 3950 78 0.00 -         -       -      -            -        KOX3P 3950 3950 147 0.00 -           -          -          -          -            
KOX3C 4000 4000 60.5 0.00 -         -       -      -            -        KOX3P 4000 4000 179.5 0.00 -           -          -          -          -            
KOX3C 4050 4050 46 0.00 -         -       -      -            -        KOX3P 4050 4050 215 0.00 -           -          -          -          -            
KOX3C 4100 4100 34.5 0.00 -         -       -      -            -        KOX3P 4100 4100 253 0.00 -           -          -          -          -            
KOX3C 4150 4150 25.5 0.00 -         -       -      -            -        KOX3P 4150 4150 294 0.00 -           -          -          -          -            
KOX3C 4200 4200 18 0.00 -         -       -      100.0        (100.0)   KOX3P 4200 4200 337 0.00 -           -          -          -          -            
KOX3C 4250 4250 13 0.00 -         -       -      -            -        KOX3P 4250 4250 381.5 0.00 -           -          -          -          -            
KOX3C 4300 4300 9 0.00 -         -       -      -            -        KOX3P 4300 4300 427.5 0.00 -           -          -          -          -            
KOX3C 4350 4350 6 0.00 -         -       -      -            -        KOX3P 4350 4350 474.5 0.00 -           -          -          -          -            
KOX3C 4400 4400 4 0.00 -         -       -      50.0          -        KOX3P 4400 4400 522.5 0.00 -           -          -          -          -            
KOX3C 4450 4450 3 0.00 -         -       -      -            -        KOX3P 4450 4450 571 0.00 -           -          -          -          -            
KOX3C 4500 4500 2 0.00 -         -       -      -            -        KOX3P 4500 4500 620 0.00 -           -          -          -          -            
KOX3C 4550 4550 1 0.00 -         -       -      -            -        KOX3P 4550 4550 669.5 0.00 -           -          -          -          -            
KOX3C 4600 4600 0.5 0.00 -         -       -      -            -        KOX3P 4600 4600 719 0.00 -           -          -          -          -            
KOX3C 4650 4650 0.5 0.00 -         -       -      -            -        KOX3P 4650 4650 768.5 0.00 -           -          -          -          -            
KOX3C 4700 4700 0.5 0.00 -         -       -      -            -        KOX3P 4700 4700 818.5 0.00 -           -          -          -          -            
KOX3C 4750 4750 0.5 0.00 -         -       -      -            -        KOX3P 4750 4750 868 0.00 -           -          -          -          -            
KOX3C 4800 4800 0.5 0.00 -         -       -      -            -        KOX3P 4800 4800 918 0.00 -           -          -          -          -            
KOX3C 4850 4850 0.5 0.00 -         -       -      -            -        KOX3P 4850 4850 968 0.00 -           -          -          -          -            
KOX3C 4900 4900 0.5 0.00 -         -       -      -            -        KOX3P 4900 4900 1018 0.00 -           -          -          -          -            
KOX3C 4950 4950 0.5 0.00 -         -       -      -            -        KOX3P 4950 4950 1067.5 0.00 -           -          -          -          -            
KOX3C 5000 5000 0.5 0.00 -         -       -      -            -        KOX3P 5000 5000 1117.5 0.00 -           -          -          -          -            
KOX3C 5050 5050 0.5 0.00 -         -       -      -            -        KOX3P 5050 5050 1167.5 0.00 -           -          -          -          -            
KOX3C 5100 5100 0.5 0.00 -         -       -      -            -        KOX3P 5100 5100 1217.5 0.00 -           -          -          -          -            
KOX3C 5150 5150 0.5 0.00 -         -       -      -            -        KOX3P 5150 5150 1267.5 0.00 -           -          -          -          -            
Dec-23 (46d 10/10/23); CSize 25; KOZ3 3900.00
KOZ3C 2700 2700 1192.5 0.00 0.0 0 0 0 0 KOZ3P 2700 2700 0.5 0.00 -           -          0 -          -            
KOZ3C 2750 2750 1143 0.00 -         -       -      -            -        KOZ3P 2750 2750 0.5 0.00 -           -          -          -          -            
KOZ3C 2800 2800 1093 0.00 -         -       -      -            -        KOZ3P 2800 2800 0.5 0.00 -           -          -          -          -            
KOZ3C 2850 2850 1043.5 0.00 -         -       -      -            -        KOZ3P 2850 2850 1 0.00 -           -          -          -          -            
KOZ3C 2900 2900 994.5 0.00 -         -       -      -            -        KOZ3P 2900 2900 1.5 0.00 -           -          -          -          -            
KOZ3C 2950 2950 945 0.00 -         -       -      -            -        KOZ3P 2950 2950 2 0.00 -           -          -          -          -            
KOZ3C 3000 3000 896.5 0.00 -         -       -      -            -        KOZ3P 3000 3000 3 0.00 -           -          -          -          -            
KOZ3C 3050 3050 848 0.00 -         -       -      -            -        KOZ3P 3050 3050 4 0.00 -           -          -          -          -            
KOZ3C 3100 3100 799.5 0.00 -         -       -      -            -        KOZ3P 3100 3100 6 0.00 -           -          -          -          -            
KOZ3C 3150 3150 752 0.00 -         -       -      -            -        KOZ3P 3150 3150 8 0.00 -           -          -          -          -            
KOZ3C 3200 3200 705.5 0.00 -         -       -      -            -        KOZ3P 3200 3200 11 0.00 -           -          -          -          -            
KOZ3C 3250 3250 659 0.00 -         -       -      -            -        KOZ3P 3250 3250 14.5 0.00 -           -          -          -          -            
KOZ3C 3300 3300 614 0.00 -         -       -      -            -        KOZ3P 3300 3300 19.5 0.00 -           -          -          300         -            
KOZ3C 3350 3350 570 0.00 -         -       -      -            -        KOZ3P 3350 3350 25 0.00 -           -          -          -          -            
KOZ3C 3400 3400 527 0.00 -         -       -      -            -        KOZ3P 3400 3400 32 0.00 -           -          -          200         -            
KOZ3C 3450 3450 485.5 0.00 -         -       -      -            -        KOZ3P 3450 3450 40.5 0.00 -           -          -          -          -            
KOZ3C 3500 3500 445.5 0.00 -         -       -      -            -        KOZ3P 3500 3500 50.5 0.00 -           -          -          -          -            
KOZ3C 3550 3550 407.5 0.00 -         -       -      -            -        KOZ3P 3550 3550 62 0.00 -           -          -          -          -            
KOZ3C 3600 3600 371 0.00 -         -       -      -            -        KOZ3P 3600 3600 75 0.00 -           -          -          -          -            
KOZ3C 3650 3650 336 0.00 -         -       -      -            -        KOZ3P 3650 3650 90 0.00 -           -          -          -          -            
KOZ3C 3700 3700 303.5 0.00 -         -       -      -            -        KOZ3P 3700 3700 107 0.00 -           -          -          50           -            
KOZ3C 3750 3750 273 0.00 -         -       -      -            -        KOZ3P 3750 3750 126.5 0.00 -           -          -          50           -            
KOZ3C 3800 3800 244 0.00 -         -       -      300.0        -        KOZ3P 3800 3800 147.5 0.00 -           -          -          200         -            
KOZ3C 3850 3850 217.5 0.00 -         -       -      75.0          -        KOZ3P 3850 3850 170.5 0.00 -           -          -          -          -            
KOZ3C 3900 3900 193 0.00 -         -       -      -            -        KOZ3P 3900 3900 196 0.00 -           -          -          -          -            
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KOZ3C 3950 3950 170.5 0.00 -         -       -      -            -        KOZ3P 3950 3950 223 0.00 -           -          -          -          -            
KOZ3C 4000 4000 150 0.00 -         -       -      200.0        -        KOZ3P 4000 4000 252.5 0.00 -           -          -          -          -            
KOZ3C 4050 4050 131 0.00 -         -       -      -            -        KOZ3P 4050 4050 283.5 0.00 -           -          -          -          -            
KOZ3C 4100 4100 114.5 0.00 -         -       -      -            -        KOZ3P 4100 4100 316.5 0.00 -           -          -          -          -            
KOZ3C 4150 4150 99.5 0.00 -         -       -      -            -        KOZ3P 4150 4150 351.5 0.00 -           -          -          -          -            
KOZ3C 4200 4200 86 0.00 -         -       -      -            -        KOZ3P 4200 4200 387.5 0.00 -           -          -          -          -            
KOZ3C 4250 4250 74 0.00 -         -       -      -            -        KOZ3P 4250 4250 425.5 0.00 -           -          -          -          -            
KOZ3C 4300 4300 63.5 0.00 -         -       -      -            -        KOZ3P 4300 4300 464.5 0.00 -           -          -          -          -            
KOZ3C 4350 4350 54 0.00 -         -       -      -            -        KOZ3P 4350 4350 505 0.00 -           -          -          -          -            
KOZ3C 4400 4400 46 0.00 -         -       -      100.0        -        KOZ3P 4400 4400 547 0.00 -           -          -          -          -            
KOZ3C 4450 4450 39 0.00 -         -       -      -            -        KOZ3P 4450 4450 589.5 0.00 -           -          -          -          -            
KOZ3C 4500 4500 33 0.00 -         -       -      -            -        KOZ3P 4500 4500 633.5 0.00 -           -          -          -          -            
KOZ3C 4550 4550 27.5 0.00 -         -       -      -            -        KOZ3P 4550 4550 678 0.00 -           -          -          -          -            
KOZ3C 4600 4600 23 0.00 -         -       -      -            -        KOZ3P 4600 4600 723.5 0.00 -           -          -          -          -            
KOZ3C 4650 4650 19 0.00 -         -       -      -            -        KOZ3P 4650 4650 769.5 0.00 -           -          -          -          -            
KOZ3C 4700 4700 16 0.00 -         -       -      -            -        KOZ3P 4700 4700 816 0.00 -           -          -          -          -            
KOZ3C 4750 4750 13 0.00 -         -       -      -            -        KOZ3P 4750 4750 863 0.00 -           -          -          -          -            
KOZ3C 4800 4800 11 0.00 -         -       -      -            -        KOZ3P 4800 4800 910.5 0.00 -           -          -          -          -            
KOZ3C 4850 4850 9 0.00 -         -       -      -            -        KOZ3P 4850 4850 958 0.00 -           -          -          -          -            
KOZ3C 4900 4900 7.5 0.00 -         -       -      -            -        KOZ3P 4900 4900 1006.5 0.00 -           -          -          -          -            
KOZ3C 4950 4950 6 0.00 -         -       -      -            -        KOZ3P 4950 4950 1055 0.00 -           -          -          -          -            
KOZ3C 5000 5000 5 0.00 -         -       -      -            -        KOZ3P 5000 5000 1103.5 0.00 -           -          -          -          -            
KOZ3C 5050 5050 4 0.00 -         -       -      -            -        KOZ3P 5050 5050 1152.5 0.00 -           -          -          -          -            
KOZ3C 5100 5100 3 0.00 -         -       -      -            -        KOZ3P 5100 5100 1201.5 0.00 -           -          -          -          -            
KOZ3C 5150 5150 2.5 0.00 -         -       -      -            -        KOZ3P 5150 5150 1250.5 0.00 -           -          -          -          -            
Jan-24 (77d 11/10/23); CSize 25; KOF4 3908.00
KOF4C 2700 2700 1204.5 0.00 -         -       -      -            -        KOF4P 2700 2700 2 0.00 -           -          -          -          -            
KOF4C 2750 2750 1156 0.00 -         -       -      -            -        KOF4P 2750 2750 2.5 0.00 -           -          -          -          -            
KOF4C 2800 2800 1107 0.00 -         -       -      -            -        KOF4P 2800 2800 3.5 0.00 -           -          -          -          -            
KOF4C 2850 2850 1058.5 0.00 -         -       -      -            -        KOF4P 2850 2850 4.5 0.00 -           -          -          -          -            
KOF4C 2900 2900 1010.5 0.00 -         -       -      -            -        KOF4P 2900 2900 6.5 0.00 -           -          -          -          -            
KOF4C 2950 2950 963 0.00 -         -       -      -            -        KOF4P 2950 2950 8.5 0.00 -           -          -          -          -            
KOF4C 3000 3000 916 0.00 -         -       -      -            -        KOF4P 3000 3000 11 0.00 -           -          -          150         -            
KOF4C 3050 3050 869.5 0.00 -         -       -      -            -        KOF4P 3050 3050 14 0.00 -           -          -          -          -            
KOF4C 3100 3100 823.5 0.00 -         -       -      -            -        KOF4P 3100 3100 18 0.00 -           -          -          -          -            
KOF4C 3150 3150 778.5 0.00 -         -       -      -            -        KOF4P 3150 3150 22.5 0.00 -           -          -          -          -            
KOF4C 3200 3200 734 0.00 -         -       -      -            -        KOF4P 3200 3200 28 0.00 -           -          -          -          -            
KOF4C 3250 3250 691 0.00 -         -       -      -            -        KOF4P 3250 3250 34.5 0.00 -           -          -          -          -            
KOF4C 3300 3300 648.5 0.00 -         -       -      -            -        KOF4P 3300 3300 41.5 0.00 -           -          -          75           -            
KOF4C 3350 3350 607.5 0.00 -         -       -      -            -        KOF4P 3350 3350 50.5 0.00 -           -          -          -          -            
KOF4C 3400 3400 568 0.00 -         -       -      -            -        KOF4P 3400 3400 60.5 0.00 -           -          -          -          -            
KOF4C 3450 3450 529.5 0.00 -         -       -      -            -        KOF4P 3450 3450 71.5 0.00 -           -          -          -          -            
KOF4C 3500 3500 492.5 0.00 -         -       -      -            -        KOF4P 3500 3500 84 0.00 -           -          -          -          -            
KOF4C 3550 3550 457 0.00 -         -       -      -            -        KOF4P 3550 3550 98 0.00 -           -          -          -          -            
KOF4C 3600 3600 423 0.00 -         -       -      -            -        KOF4P 3600 3600 114 0.00 -           -          -          -          -            
KOF4C 3650 3650 390.5 0.00 -         -       -      -            -        KOF4P 3650 3650 131 0.00 -           -          -          -          -            
KOF4C 3700 3700 359.5 0.00 -         -       -      -            -        KOF4P 3700 3700 150 0.00 -           -          -          -          -            
KOF4C 3750 3750 330 0.00 -         -       -      -            -        KOF4P 3750 3750 170 0.00 -           -          -          -          -            
KOF4C 3800 3800 302.5 0.00 -         -       -      -            -        KOF4P 3800 3800 192 0.00 -           -          -          -          -            
KOF4C 3850 3850 276.5 0.00 -         -       -      -            -        KOF4P 3850 3850 216 0.00 -           -          -          -          -            
KOF4C 3900 3900 252 0.00 -         -       -      -            -        KOF4P 3900 3900 241 0.00 -           -          -          -          -            
KOF4C 3950 3950 229.5 0.00 -         -       -      -            -        KOF4P 3950 3950 268 0.00 -           -          -          -          -            
KOF4C 4000 4000 208 0.00 -         -       -      150.0        -        KOF4P 4000 4000 296.5 0.00 -           -          -          -          -            
KOF4C 4050 4050 188.5 0.00 -         -       -      -            -        KOF4P 4050 4050 326.5 0.00 -           -          -          -          -            
KOF4C 4100 4100 170 0.00 -         -       -      -            -        KOF4P 4100 4100 357.5 0.00 -           -          -          -          -            
KOF4C 4150 4150 153 0.00 -         -       -      -            -        KOF4P 4150 4150 390.5 0.00 -           -          -          -          -            
KOF4C 4200 4200 137.5 0.00 -         -       -      50.0          -        KOF4P 4200 4200 424.5 0.00 -           -          -          -          -            
KOF4C 4250 4250 123.5 0.00 -         -       -      -            -        KOF4P 4250 4250 460 0.00 -           -          -          -          -            
KOF4C 4300 4300 110.5 0.00 -         -       -      50.0          -        KOF4P 4300 4300 497 0.00 -           -          -          -          -            
KOF4C 4350 4350 98.5 0.00 -         -       -      -            -        KOF4P 4350 4350 534.5 0.00 -           -          -          -          -            
KOF4C 4400 4400 87.5 0.00 -         -       -      -            -        KOF4P 4400 4400 573.5 0.00 -           -          -          -          -            
KOF4C 4450 4450 78 0.00 -         -       -      -            -        KOF4P 4450 4450 613.5 0.00 -           -          -          -          -            
KOF4C 4500 4500 69 0.00 -         -       -      -            -        KOF4P 4500 4500 654 0.00 -           -          -          -          -            
KOF4C 4550 4550 61 0.00 -         -       -      -            -        KOF4P 4550 4550 696 0.00 -           -          -          -          -            
KOF4C 4600 4600 54 0.00 -         -       -      -            -        KOF4P 4600 4600 738.5 0.00 -           -          -          -          -            
KOF4C 4650 4650 47.5 0.00 -         -       -      -            -        KOF4P 4650 4650 781.5 0.00 -           -          -          -          -            
KOF4C 4700 4700 42 0.00 -         -       -      -            -        KOF4P 4700 4700 825.5 0.00 -           -          -          -          -            
KOF4C 4750 4750 37 0.00 -         -       -      -            -        KOF4P 4750 4750 870 0.00 -           -          -          -          -            
KOF4C 4800 4800 32 0.00 -         -       -      -            -        KOF4P 4800 4800 915.5 0.00 -           -          -          -          -            
KOF4C 4850 4850 28 0.00 -         -       -      -            -        KOF4P 4850 4850 961 0.00 -           -          -          -          -            
KOF4C 4900 4900 24.5 0.00 -         -       -      -            -        KOF4P 4900 4900 1007 0.00 -           -          -          -          -            
KOF4C 4950 4950 21.5 0.00 -         -       -      -            -        KOF4P 4950 4950 1053.5 0.00 -           -          -          -          -            
KOF4C 5000 5000 18.5 0.00 -         -       -      -            -        KOF4P 5000 5000 1100.5 0.00 -           -          -          -          -            
KOF4C 5050 5050 16 0.00 -         -       -      -            -        KOF4P 5050 5050 1147.5 0.00 -           -          -          -          -            
KOF4C 5100 5100 14 0.00 -         -       -      -            -        KOF4P 5100 5100 1195 0.00 -           -          -          -          -            
KOF4C 5150 5150 12 0.00 -         -       -      -            -        KOF4P 5150 5150 1243 0.00 -           -          -          -          -            
Feb-24 (105d 12/8/23); CSize 25; KOG4 3930.00
KOG4C 2750 2750 1167.5 0.00 -         -       -      -            -        KOG4P 2750 2750 6 0.00 -           -          -          -          -            
KOG4C 2800 2800 1119.5 0.00 -         -       -      -            -        KOG4P 2800 2800 8 0.00 -           -          -          -          -            
KOG4C 2850 2850 1072 0.00 -         -       -      -            -        KOG4P 2850 2850 10 0.00 -           -          -          -          -            
KOG4C 2900 2900 1025.5 0.00 -         -       -      -            -        KOG4P 2900 2900 12.5 0.00 -           -          -          -          -            
KOG4C 2950 2950 979 0.00 -         -       -      -            -        KOG4P 2950 2950 16 0.00 -           -          -          -          -            
KOG4C 3000 3000 933.5 0.00 -         -       -      -            -        KOG4P 3000 3000 20 0.00 -           -          -          -          -            
KOG4C 3050 3050 888.5 0.00 -         -       -      -            -        KOG4P 3050 3050 24.5 0.00 -           -          -          -          -            
KOG4C 3100 3100 844.5 0.00 -         -       -      -            -        KOG4P 3100 3100 30 0.00 -           -          -          -          -            
KOG4C 3150 3150 801 0.00 -         -       -      -            -        KOG4P 3150 3150 36 0.00 -           -          -          -          -            
KOG4C 3200 3200 758.5 0.00 -         -       -      -            -        KOG4P 3200 3200 43 0.00 -           -          -          -          -            
KOG4C 3250 3250 717 0.00 -         -       -      -            -        KOG4P 3250 3250 51.5 0.00 -           -          -          -          -            
KOG4C 3300 3300 677 0.00 -         -       -      -            -        KOG4P 3300 3300 60.5 0.00 -           -          -          -          -            
KOG4C 3350 3350 637.5 0.00 -         -       -      -            -        KOG4P 3350 3350 71 0.00 -           -          -          -          -            
KOG4C 3400 3400 599.5 0.00 -         -       -      -            -        KOG4P 3400 3400 82.5 0.00 -           -          -          -          -            
KOG4C 3450 3450 563 0.00 -         -       -      -            -        KOG4P 3450 3450 95 0.00 -           -          -          -          -            
KOG4C 3500 3500 527.5 0.00 -         -       -      -            -        KOG4P 3500 3500 109.5 0.00 -           -          -          -          -            
KOG4C 3550 3550 493.5 0.00 -         -       -      -            -        KOG4P 3550 3550 125 0.00 -           -          -          -          -            
KOG4C 3600 3600 460.5 0.00 -         -       -      -            -        KOG4P 3600 3600 141.5 0.00 -           -          -          -          -            
KOG4C 3650 3650 429.5 0.00 -         -       -      -            -        KOG4P 3650 3650 160 0.00 -           -          -          -          -            
KOG4C 3700 3700 399.5 0.00 -         -       -      -            -        KOG4P 3700 3700 179.5 0.00 -           -          -          -          -            
KOG4C 3750 3750 371 0.00 -         -       -      -            -        KOG4P 3750 3750 200.5 0.00 -           -          -          -          -            
KOG4C 3800 3800 344 0.00 -         -       -      -            -        KOG4P 3800 3800 223 0.00 -           -          -          -          -            
KOG4C 3850 3850 318 0.00 -         -       -      -            -        KOG4P 3850 3850 247 0.00 -           -          -          -          -            
KOG4C 3900 3900 294 0.00 -         -       -      -            -        KOG4P 3900 3900 272 0.00 -           -          -          -          -            
KOG4C 3950 3950 271 0.00 -         -       -      -            -        KOG4P 3950 3950 299 0.00 -           -          -          -          -            
KOG4C 4000 4000 249.5 0.00 -         -       -      -            -        KOG4P 4000 4000 327 0.00 -           -          -          -          -            
KOG4C 4050 4050 229.5 0.00 -         -       -      -            -        KOG4P 4050 4050 356 0.00 -           -          -          -          -            
KOG4C 4100 4100 210.5 0.00 -         -       -      -            -        KOG4P 4100 4100 386.5 0.00 -           -          -          -          -            
KOG4C 4150 4150 192.5 0.00 -         -       -      -            -        KOG4P 4150 4150 418.5 0.00 -           -          -          -          -            
KOG4C 4200 4200 176 0.00 -         -       -      50.0          -        KOG4P 4200 4200 451.5 0.00 -           -          -          -          -            
KOG4C 4250 4250 161 0.00 -         -       -      -            -        KOG4P 4250 4250 486 0.00 -           -          -          -          -            
KOG4C 4300 4300 146.5 0.00 -         -       -      50.0          -        KOG4P 4300 4300 521 0.00 -           -          -          -          -            
KOG4C 4350 4350 133.5 0.00 -         -       -      -            -        KOG4P 4350 4350 557.5 0.00 -           -          -          -          -            
KOG4C 4400 4400 121.5 0.00 -         -       -      -            -        KOG4P 4400 4400 595 0.00 -           -          -          -          -            
KOG4C 4450 4450 110 0.00 -         -       -      -            -        KOG4P 4450 4450 633.5 0.00 -           -          -          -          -            
KOG4C 4500 4500 100 0.00 -         -       -      -            -        KOG4P 4500 4500 672.5 0.00 -           -          -          -          -            
KOG4C 4550 4550 90.5 0.00 -         -       -      -            -        KOG4P 4550 4550 712.5 0.00 -           -          -          -          -            
KOG4C 4600 4600 81.5 0.00 -         -       -      -            -        KOG4P 4600 4600 753.5 0.00 -           -          -          -          -            



KOG4C 4650 4650 73.5 0.00 -         -       -      -            -        KOG4P 4650 4650 795 0.00 -           -          -          -          -            
KOG4C 4700 4700 66.5 0.00 -         -       -      -            -        KOG4P 4700 4700 837 0.00 -           -          -          -          -            
KOG4C 4750 4750 59.5 0.00 -         -       -      -            -        KOG4P 4750 4750 880 0.00 -           -          -          -          -            
KOG4C 4800 4800 53.5 0.00 -         -       -      -            -        KOG4P 4800 4800 923.5 0.00 -           -          -          -          -            
KOG4C 4850 4850 48 0.00 -         -       -      -            -        KOG4P 4850 4850 967.5 0.00 -           -          -          -          -            
KOG4C 4900 4900 43 0.00 -         -       -      -            -        KOG4P 4900 4900 1012.5 0.00 -           -          -          -          -            
KOG4C 4950 4950 38.5 0.00 -         -       -      -            -        KOG4P 4950 4950 1057.5 0.00 -           -          -          -          -            
KOG4C 5000 5000 34.5 0.00 -         -       -      -            -        KOG4P 5000 5000 1102.5 0.00 -           -          -          -          -            
KOG4C 5050 5050 31 0.00 -         -       -      -            -        KOG4P 5050 5050 1148.5 0.00 -           -          -          -          -            
KOG4C 5100 5100 27.5 0.00 -         -       -      -            -        KOG4P 5100 5100 1195 0.00 -           -          -          -          -            
KOG4C 5150 5150 24.5 0.00 -         -       -      -            -        KOG4P 5150 5150 1241.5 0.00 -           -          -          -          -            
KOG4C 5200 5200 22 0.00 -         -       -      -            -        KOG4P 5200 5200 1288 0.00 -           -          -          -          -            

10Days 20Days 30Days 60Days 90Days
CALL Current 30.82 31.8 34.72 32.24 31           
PUT 1 week ago 31.77 26.94 26.54 27.85 31           
MEAN 1 month ago 35.92 32.13 29.58 32.86 35           
CALL 3 months ago 34.96 38.56 42.84 39.78 44           
PUT 6 months ago 55.25 42.44 55 42.88 38           
MEAN
CALL
PUT
MEAN

Source: Bloomberg
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Implied volatility for ATM 

NOV 23

DEC 23

JAN 24

Previous day 1D%CHG
34.04 34.18 -0.41
34.04 34.21 -0.50
34.04 34.20 -0.45
35.02 35.20 -0.51
35.02 35.21 -0.54
35.02 35.21 -0.53

34.51 34.68 -0.48

34.52 34.68 -0.46
34.50 34.67 -0.49


