
Underlying instrument - FCPO CBOT Soybean oil futures
Cont Sett Change Open High Low Volm Open Int Cont Sett Change Open High Low Volm Open Int
JUL 23 3,631 -106 3,735 3,770 3,588 959 6,129 JUL 23 55.63 -4.00 59.30 59.30 55.63 43,026    55,464      
AUG 23 3,620 -108 3,714 3,760 3,582 9,380 41,426 AUG 23 54.73 -4.00 58.37 58.37 54.73 34,762    83,872      
SEP 23 3,614 -113 3,717 3,758 3,578 31,111 44,229 SEP 23 54.10 -4.00 57.69 57.69 54.10 16,835    50,837      
OCT 23 3,615 -111 3,719 3,755 3,583 5,843 18,780 OCT 23 53.76 -4.00 57.34 57.40 53.76 15,540    35,667      
NOV 23 3,625 -108 3,727 3,759 3,595 3,919 17,839 DEC 23 53.66 -4.00 57.00 57.27 53.66 70,307    170,550    
DEC 23 3,645 -102 3,740 3,775 3,610 3,653 14,190 JAN 24 53.50 -4.00 56.89 56.89 53.50 12,716    32,804      
JAN 24 3,669 -104 3,761 3,794 3,632 4,595 13,427 MAR 24 53.24 -3.81 56.51 56.51 53.05 11,706    26,748      
FEB 24 3,692 -100 3,784 3,812 3,666 1,025 4,784 MAY 24 53.04 -3.56 55.01 55.01 52.60 10,447    18,816      
MAR 24 3,709 -93 3,805 3,820 3,688 1,435 13,308 JUL 24 52.80 -3.38 53.00 53.67 52.18 8,911      21,723      
APR 24 3,714 -93 3,725 3,725 3,718 288 1,759 AUG 24 52.43 -3.20 52.75 52.75 51.64 444         1,938        
MAY 24 3,714 -93 3,709 3,743 3,705 431 6,576 SEP 24 51.96 -3.06 52.10 52.25 51.38 344         1,322        
JUN 24 3,715 -93 28 55 OCT 24 51.36 -3.05 51.66 51.78 51.66 178         645           
JUL 24 3,712 -97 3,713 3,723 3,700 266 3,519 DEC 24 51.20 -3.04 51.34 51.73 50.34 992         4,401        
SEP 24 3,719 -97 3,714 3,714 3,701 4 576 JAN 25 51.13 -3.02 - - - 2             19             
NOV 24 3,717 -97 87 MAR 25 51.03 -3.00 - - - 3             18             
JAN 25 3,717 -97
MAR 25 3,717 -97 Source : Bloomberg
MAY 25 3,717 -97
JUL 25 3,717 -97
SEP 25 3,717 -97
NOV 25 3,717 -97
JAN 26 3,717 -97
MAR 26 3,717 -97
MAY 26 3,717 -97

Calls Puts
Ticker Strike Last 1D% High Low Volm OInt OICh Ticker Strike Last 1D% High Low Volm OInt OICh
Sep-23 (18d 7/10/23); CSize 25; KOU3 3549.00
KOU3C 2350 2350 1262 0.00 -         -       -      -            -        KOU3P 2350 2350 0.5 0.00 -           -          -          -          -            
KOU3C 2400 2400 1212 0.00 -         -       -      -            -        KOU3P 2400 2400 0.5 0.00 -           -          -          -          -            
KOU3C 2450 2450 1162 0.00 -         -       -      -            -        KOU3P 2450 2450 0.5 0.00 -           -          -          -          -            
KOU3C 2500 2500 1112 0.00 -         -       -      -            -        KOU3P 2500 2500 0.5 0.00 -           -          -          -          -            
KOU3C 2550 2550 1062.5 0.00 -         -       -      -            -        KOU3P 2550 2550 0.5 0.00 -           -          -          -          -            
KOU3C 2600 2600 1012.5 0.00 -         -       -      -            -        KOU3P 2600 2600 0.5 0.00 -           -          -          -          -            
KOU3C 2650 2650 962.5 0.00 -         -       -      -            -        KOU3P 2650 2650 0.5 0.00 -           -          -          -          -            
KOU3C 2700 2700 912.5 0.00 -         -       -      -            -        KOU3P 2700 2700 0.5 0.00 -           -          -          -          -            
KOU3C 2750 2750 862.5 0.00 -         -       -      -            -        KOU3P 2750 2750 0.5 0.00 -           -          -          -          -            
KOU3C 2800 2800 813 0.00 -         -       -      -            -        KOU3P 2800 2800 0.5 0.00 -           -          -          -          -            
KOU3C 2850 2850 763 0.00 -         -       -      -            -        KOU3P 2850 2850 0.5 0.00 -           -          -          -          -            
KOU3C 2900 2900 713 0.00 -         -       -      -            -        KOU3P 2900 2900 0.5 0.00 -           -          -          -          -            
KOU3C 2950 2950 663.5 0.00 -         -       -      -            -        KOU3P 2950 2950 0.5 0.00 -           -          -          -          -            
KOU3C 3000 3000 614 0.00 -         -       -      -            -        KOU3P 3000 3000 1 0.00 -           -          -          500         -            
KOU3C 3050 3050 565 0.00 -         -       -      -            -        KOU3P 3050 3050 2 0.00 -           -          -          -          -            
KOU3C 3100 3100 516.5 0.00 -         -       -      -            -        KOU3P 3100 3100 3.5 0.00 -           -          -          -          -            
KOU3C 3150 3150 469 0.00 -         -       -      -            -        KOU3P 3150 3150 5.5 0.00 -           -          -          -          -            
KOU3C 3200 3200 422 0.00 -         -       -      -            -        KOU3P 3200 3200 9 0.00 -           -          -          500         -            
KOU3C 3250 3250 377 0.00 -         -       -      -            -        KOU3P 3250 3250 13.5 0.00 -           -          -          -          -            
KOU3C 3300 3300 333 0.00 -         -       -      -            -        KOU3P 3300 3300 19.5 0.00 -           -          -          -          -            
KOU3C 3350 3350 291.5 0.00 -         -       -      -            -        KOU3P 3350 3350 28 0.00 -           -          -          -          -            
KOU3C 3400 3400 252.5 0.00 -         -       -      -            -        KOU3P 3400 3400 39 0.00 -           -          -          400         -            
KOU3C 3450 3450 216.5 0.00 -         -       -      -            -        KOU3P 3450 3450 52.5 0.00 -           -          -          -          -            
KOU3C 3500 3500 183 0.00 -         -       -      150.0        -        KOU3P 3500 3500 69 0.00 -           -          -          -          -            
KOU3C 3550 3550 153 0.00 -         -       -      -            -        KOU3P 3550 3550 89 0.00 -           -          -          -          -            
KOU3C 3600 3600 126 0.00 -         -       -      -            -        KOU3P 3600 3600 112 0.00 -           -          -          -          -            
KOU3C 3650 3650 103 0.00 -         -       -      -            -        KOU3P 3650 3650 138.5 0.00 -           -          -          -          -            
KOU3C 3700 3700 82.5 0.00 -         -       -      100.0        -        KOU3P 3700 3700 168.5 0.00 -           -          -          100         -            
KOU3C 3750 3750 65.5 0.00 -         -       -      -            -        KOU3P 3750 3750 201.5 0.00 -           -          -          -          -            
KOU3C 3800 3800 51.5 0.00 -         -       -      -            -        KOU3P 3800 3800 237 0.00 -           -          -          -          -            
KOU3C 3850 3850 39.5 0.00 -         -       -      -            -        KOU3P 3850 3850 275 0.00 -           -          -          -          -            
KOU3C 3900 3900 30 0.00 -         -       -      800.0        -        KOU3P 3900 3900 315.5 0.00 -           -          -          -          -            
KOU3C 3950 3950 22.5 0.00 -         -       -      -            -        KOU3P 3950 3950 358 0.00 -           -          -          -          -            
KOU3C 4000 4000 17 0.00 -         -       -      50.0          -        KOU3P 4000 4000 402 0.00 -           -          -          -          -            
KOU3C 4050 4050 12.5 0.00 -         -       -      -            -        KOU3P 4050 4050 447.5 0.00 -           -          -          -          -            
KOU3C 4100 4100 9 0.00 -         -       -      -            -        KOU3P 4100 4100 494 0.00 -           -          -          -          -            
KOU3C 4150 4150 6.5 0.00 -         -       -      -            -        KOU3P 4150 4150 541.5 0.00 -           -          -          -          -            
KOU3C 4200 4200 4.5 0.00 -         -       -      200.0        -        KOU3P 4200 4200 589.5 0.00 -           -          -          -          -            
KOU3C 4250 4250 3 0.00 -         -       -      -            -        KOU3P 4250 4250 638 0.00 -           -          -          -          -            
KOU3C 4300 4300 2 0.00 -         -       -      -            -        KOU3P 4300 4300 687 0.00 -           -          -          -          -            
KOU3C 4350 4350 1.5 0.00 -         -       -      -            -        KOU3P 4350 4350 736.5 0.00 -           -          -          -          -            
KOU3C 4400 4400 1 0.00 -         -       -      -            -        KOU3P 4400 4400 785.5 0.00 -           -          -          -          -            
KOU3C 4450 4450 0.5 0.00 -         -       -      -            -        KOU3P 4450 4450 835.5 0.00 -           -          -          -          -            
KOU3C 4500 4500 0.5 0.00 -         -       -      -            -        KOU3P 4500 4500 885 0.00 -           -          -          -          -            
KOU3C 4550 4550 0.5 0.00 -         -       -      -            -        KOU3P 4550 4550 935 0.00 -           -          -          -          -            
KOU3C 4600 4600 0.5 0.00 -         -       -      -            -        KOU3P 4600 4600 984.5 0.00 -           -          -          -          -            
KOU3C 4650 4650 0.5 0.00 -         -       -      -            -        KOU3P 4650 4650 1034.5 0.00 -           -          -          -          -            
KOU3C 4700 4700 0.5 0.00 -         -       -      -            -        KOU3P 4700 4700 1084.5 0.00 -           -          -          -          -            
KOU3C 4750 4750 0.5 0.00 -         -       -      -            -        KOU3P 4750 4750 1134 0.00 -           -          -          -          -            
KOU3C 4800 4800 0.5 0.00 -         -       -      -            -        KOU3P 4800 4800 1184 0.00 -           -          -          -          -            
Oct-23 (49d 8/10/23); CSize 25; KOV3 3552.00
KOV3C 2350 2350 1259.5 0.00 0.0 0 0 0 0 KOV3P 2350 2350 0.5 0.00 -           -          0 -          -            
KOV3C 2400 2400 1210 0.00 -         -       -      -            -        KOV3P 2400 2400 0.5 0.00 -           -          -          -          -            
KOV3C 2450 2450 1160 0.00 -         -       -      -            -        KOV3P 2450 2450 0.5 0.00 -           -          -          -          -            
KOV3C 2500 2500 1110.5 0.00 -         -       -      -            -        KOV3P 2500 2500 0.5 0.00 -           -          -          -          -            
KOV3C 2550 2550 1061 0.00 -         -       -      -            -        KOV3P 2550 2550 0.5 0.00 -           -          -          -          -            
KOV3C 2600 2600 1011.5 0.00 -         -       -      -            -        KOV3P 2600 2600 1 0.00 -           -          -          -          -            
KOV3C 2650 2650 962 0.00 -         -       -      -            -        KOV3P 2650 2650 1.5 0.00 -           -          -          -          -            
KOV3C 2700 2700 913 0.00 -         -       -      -            -        KOV3P 2700 2700 2 0.00 -           -          -          -          -            
KOV3C 2750 2750 864.5 0.00 -         -       -      -            -        KOV3P 2750 2750 3 0.00 -           -          -          -          -            
KOV3C 2800 2800 816 0.00 -         -       -      -            -        KOV3P 2800 2800 4.5 0.00 -           -          -          -          -            
KOV3C 2850 2850 768 0.00 -         -       -      -            -        KOV3P 2850 2850 6 0.00 -           -          -          -          -            
KOV3C 2900 2900 720.5 0.00 -         -       -      -            -        KOV3P 2900 2900 8.5 0.00 -           -          -          -          -            
KOV3C 2950 2950 674 0.00 -         -       -      -            -        KOV3P 2950 2950 11.5 0.00 -           -          -          -          -            
KOV3C 3000 3000 628 0.00 -         -       -      -            -        KOV3P 3000 3000 15.5 0.00 -           -          -          -          -            
KOV3C 3050 3050 583.5 0.00 -         -       -      -            -        KOV3P 3050 3050 20.5 0.00 -           -          -          50           -            
KOV3C 3100 3100 539.5 0.00 -         -       -      -            -        KOV3P 3100 3100 27 0.00 -           -          -          -          -            
KOV3C 3150 3150 497.5 0.00 -         -       -      -            -        KOV3P 3150 3150 34.5 0.00 -           -          -          -          -            
KOV3C 3200 3200 456.5 0.00 -         -       -      -            -        KOV3P 3200 3200 43.5 0.00 -           -          -          200         -            
KOV3C 3250 3250 417.5 0.00 -         -       -      -            -        KOV3P 3250 3250 54 0.00 -           -          -          -          -            
KOV3C 3300 3300 380 0.00 -         -       -      -            -        KOV3P 3300 3300 66.5 0.00 -           -          -          200         -            
KOV3C 3350 3350 344.5 0.00 -         -       -      -            -        KOV3P 3350 3350 80.5 0.00 -           -          -          -          -            
KOV3C 3400 3400 311 0.00 -         -       -      -            -        KOV3P 3400 3400 97 0.00 -           -          -          -          -            
KOV3C 3450 3450 279.5 0.00 -         -       -      -            -        KOV3P 3450 3450 115 0.00 -           -          -          -          -            
KOV3C 3500 3500 250 0.00 -         -       -      -            -        KOV3P 3500 3500 135.5 0.00 -           -          -          -          -            
KOV3C 3550 3550 222.5 0.00 -         -       -      -            -        KOV3P 3550 3550 158 0.00 -           -          -          -          -            
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KOV3C 3600 3600 197.5 0.00 -         -       -      -            -        KOV3P 3600 3600 182.5 0.00 -           -          -          200         200           
KOV3C 3650 3650 174.5 0.00 -         -       -      -            -        KOV3P 3650 3650 209 0.00 -           -          -          -          -            
KOV3C 3700 3700 153 0.00 -         -       -      -            -        KOV3P 3700 3700 238 0.00 -           -          -          -          -            
KOV3C 3750 3750 134 0.00 -         -       -      -            -        KOV3P 3750 3750 268.5 0.00 -           -          -          -          -            
KOV3C 3800 3800 116.5 0.00 -         -       -      200.0        -        KOV3P 3800 3800 301 0.00 -           -          -          -          -            
KOV3C 3850 3850 101 0.00 -         -       -      -            -        KOV3P 3850 3850 335 0.00 -           -          -          -          -            
KOV3C 3900 3900 87.5 0.00 -         -       -      500.0        -        KOV3P 3900 3900 371 0.00 -           -          -          -          -            
KOV3C 3950 3950 75 0.00 -         -       -      -            -        KOV3P 3950 3950 408.5 0.00 -           -          -          -          -            
KOV3C 4000 4000 64.5 0.00 -         -       -      -            -        KOV3P 4000 4000 447.5 0.00 -           -          -          -          -            
KOV3C 4050 4050 55 0.00 -         -       -      -            -        KOV3P 4050 4050 488 0.00 -           -          -          -          -            
KOV3C 4100 4100 46.5 0.00 -         -       -      -            -        KOV3P 4100 4100 529.5 0.00 -           -          -          -          -            
KOV3C 4150 4150 39.5 0.00 -         -       -      -            -        KOV3P 4150 4150 572 0.00 -           -          -          -          -            
KOV3C 4200 4200 33 0.00 -         -       -      100.0        -        KOV3P 4200 4200 615.5 0.00 -           -          -          -          -            
KOV3C 4250 4250 28 0.00 -         -       -      -            -        KOV3P 4250 4250 660 0.00 -           -          -          -          -            
KOV3C 4300 4300 23 0.00 -         -       -      200.0        200.0    KOV3P 4300 4300 705.5 0.00 -           -          -          -          -            
KOV3C 4350 4350 19.5 0.00 -         -       -      -            -        KOV3P 4350 4350 751 0.00 -           -          -          -          -            
KOV3C 4400 4400 16 0.00 -         -       -      -            -        KOV3P 4400 4400 797.5 0.00 -           -          -          -          -            
KOV3C 4450 4450 13.5 0.00 -         -       -      -            -        KOV3P 4450 4450 844.5 0.00 -           -          -          -          -            
KOV3C 4500 4500 11 0.00 -         -       -      -            -        KOV3P 4500 4500 892 0.00 -           -          -          -          -            
KOV3C 4550 4550 9 0.00 -         -       -      -            -        KOV3P 4550 4550 940 0.00 -           -          -          -          -            
KOV3C 4600 4600 7.5 0.00 -         -       -      -            -        KOV3P 4600 4600 988 0.00 -           -          -          -          -            
KOV3C 4650 4650 6 0.00 -         -       -      -            -        KOV3P 4650 4650 1036.5 0.00 -           -          -          -          -            
KOV3C 4700 4700 5 0.00 -         -       -      -            -        KOV3P 4700 4700 1085.5 0.00 -           -          -          -          -            
KOV3C 4750 4750 4 0.00 -         -       -      -            -        KOV3P 4750 4750 1134 0.00 -           -          -          -          -            
KOV3C 4800 4800 3 0.00 -         -       -      -            -        KOV3P 4800 4800 1183 0.00 -           -          -          -          -            
Nov-23 (78d 9/8/23); CSize 25; KOX3 3560.00
KOX3C 2350 2350 1267 0.00 -         -       -      -            -        KOX3P 2350 2350 0.5 0.00 -           -          -          -          -            
KOX3C 2400 2400 1218 0.00 -         -       -      -            -        KOX3P 2400 2400 1 0.00 -           -          -          -          -            
KOX3C 2450 2450 1168.5 0.00 -         -       -      -            -        KOX3P 2450 2450 1.5 0.00 -           -          -          -          -            
KOX3C 2500 2500 1119.5 0.00 -         -       -      -            -        KOX3P 2500 2500 2 0.00 -           -          -          -          -            
KOX3C 2550 2550 1071 0.00 -         -       -      -            -        KOX3P 2550 2550 3 0.00 -           -          -          -          -            
KOX3C 2600 2600 1022.5 0.00 -         -       -      -            -        KOX3P 2600 2600 4 0.00 -           -          -          -          -            
KOX3C 2650 2650 974 0.00 -         -       -      -            -        KOX3P 2650 2650 5.5 0.00 -           -          -          -          -            
KOX3C 2700 2700 926.5 0.00 -         -       -      -            -        KOX3P 2700 2700 7.5 0.00 -           -          -          -          -            
KOX3C 2750 2750 879.5 0.00 -         -       -      -            -        KOX3P 2750 2750 10 0.00 -           -          -          -          -            
KOX3C 2800 2800 832.5 0.00 -         -       -      -            -        KOX3P 2800 2800 13 0.00 -           -          -          -          -            
KOX3C 2850 2850 787 0.00 -         -       -      -            -        KOX3P 2850 2850 17 0.00 -           -          -          -          -            
KOX3C 2900 2900 742 0.00 -         -       -      -            -        KOX3P 2900 2900 21.5 0.00 -           -          -          -          -            
KOX3C 2950 2950 697.5 0.00 -         -       -      -            -        KOX3P 2950 2950 27 0.00 -           -          -          -          -            
KOX3C 3000 3000 654.5 0.00 -         -       -      -            -        KOX3P 3000 3000 34 0.00 -           -          -          -          -            
KOX3C 3050 3050 612.5 0.00 -         -       -      -            -        KOX3P 3050 3050 41.5 0.00 -           -          -          -          -            
KOX3C 3100 3100 572 0.00 -         -       -      -            -        KOX3P 3100 3100 50.5 0.00 -           -          -          -          -            
KOX3C 3150 3150 532.5 0.00 -         -       -      -            -        KOX3P 3150 3150 61 0.00 -           -          -          -          -            
KOX3C 3200 3200 494.5 0.00 -         -       -      -            -        KOX3P 3200 3200 72.5 0.00 -           -          -          -          -            
KOX3C 3250 3250 458 0.00 -         -       -      -            -        KOX3P 3250 3250 85.5 0.00 -           -          -          -          -            
KOX3C 3300 3300 423.5 0.00 -         -       -      -            -        KOX3P 3300 3300 100.5 0.00 -           -          -          -          -            
KOX3C 3350 3350 390 0.00 -         -       -      -            -        KOX3P 3350 3350 117 0.00 -           -          -          -          -            
KOX3C 3400 3400 358.5 0.00 -         -       -      -            -        KOX3P 3400 3400 135 0.00 -           -          -          -          -            
KOX3C 3450 3450 328.5 0.00 -         -       -      -            -        KOX3P 3450 3450 154.5 0.00 -           -          -          -          -            
KOX3C 3500 3500 300 0.00 -         -       -      -            -        KOX3P 3500 3500 176 0.00 -           -          -          -          -            
KOX3C 3550 3550 273.5 0.00 -         -       -      -            -        KOX3P 3550 3550 199 0.00 -           -          -          -          -            
KOX3C 3600 3600 249 0.00 -         -       -      -            -        KOX3P 3600 3600 224 0.00 -           -          -          -          -            
KOX3C 3650 3650 225.5 0.00 -         -       -      -            -        KOX3P 3650 3650 250.5 0.00 -           -          -          -          -            
KOX3C 3700 3700 204 0.00 -         -       -      -            -        KOX3P 3700 3700 278.5 0.00 -           -          -          -          -            
KOX3C 3750 3750 184 0.00 -         -       -      -            -        KOX3P 3750 3750 308 0.00 -           -          -          -          -            
KOX3C 3800 3800 165.5 0.00 -         -       -      -            -        KOX3P 3800 3800 339.5 0.00 -           -          -          -          -            
KOX3C 3850 3850 148.5 0.00 -         -       -      -            -        KOX3P 3850 3850 372 0.00 -           -          -          -          -            
KOX3C 3900 3900 133 0.00 -         -       -      -            -        KOX3P 3900 3900 406 0.00 -           -          -          -          -            
KOX3C 3950 3950 119 0.00 -         -       -      -            -        KOX3P 3950 3950 441.5 0.00 -           -          -          -          -            
KOX3C 4000 4000 106 0.00 -         -       -      -            -        KOX3P 4000 4000 478.5 0.00 -           -          -          -          -            
KOX3C 4050 4050 94 0.00 -         -       -      -            -        KOX3P 4050 4050 516.5 0.00 -           -          -          -          -            
KOX3C 4100 4100 83.5 0.00 -         -       -      -            -        KOX3P 4100 4100 555.5 0.00 -           -          -          -          -            
KOX3C 4150 4150 74 0.00 -         -       -      -            -        KOX3P 4150 4150 595.5 0.00 -           -          -          -          -            
KOX3C 4200 4200 65 0.00 -         -       -      -            -        KOX3P 4200 4200 636.5 0.00 -           -          -          -          -            
KOX3C 4250 4250 57.5 0.00 -         -       -      -            -        KOX3P 4250 4250 678 0.00 -           -          -          -          -            
KOX3C 4300 4300 50.5 0.00 -         -       -      -            -        KOX3P 4300 4300 721 0.00 -           -          -          -          -            
KOX3C 4350 4350 44.5 0.00 -         -       -      -            -        KOX3P 4350 4350 764.5 0.00 -           -          -          -          -            
KOX3C 4400 4400 38.5 0.00 -         -       -      -            -        KOX3P 4400 4400 808.5 0.00 -           -          -          -          -            
KOX3C 4450 4450 34 0.00 -         -       -      -            -        KOX3P 4450 4450 853.5 0.00 -           -          -          -          -            
KOX3C 4500 4500 29.5 0.00 -         -       -      -            -        KOX3P 4500 4500 898.5 0.00 -           -          -          -          -            
KOX3C 4550 4550 25.5 0.00 -         -       -      -            -        KOX3P 4550 4550 944.5 0.00 -           -          -          -          -            
KOX3C 4600 4600 22.5 0.00 -         -       -      -            -        KOX3P 4600 4600 991 0.00 -           -          -          -          -            
KOX3C 4650 4650 19.5 0.00 -         -       -      -            -        KOX3P 4650 4650 1037.5 0.00 -           -          -          -          -            
KOX3C 4700 4700 17 0.00 -         -       -      -            -        KOX3P 4700 4700 1084.5 0.00 -           -          -          -          -            
KOX3C 4750 4750 14.5 0.00 -         -       -      -            -        KOX3P 4750 4750 1132 0.00 -           -          -          -          -            
KOX3C 4800 4800 12.5 0.00 -         -       -      -            -        KOX3P 4800 4800 1179.5 0.00 -           -          -          -          -            
Dec-23 (110d 10/10/23); CSize 25; KOZ3 3581.00
KOZ3C 2400 2400 1236.5 0.00 -         -       -      -            -        KOZ3P 2400 2400 3 0.00 -           -          -          -          -            
KOZ3C 2450 2450 1188 0.00 -         -       -      -            -        KOZ3P 2450 2450 4 0.00 -           -          -          -          -            
KOZ3C 2500 2500 1140 0.00 -         -       -      -            -        KOZ3P 2500 2500 5.5 0.00 -           -          -          -          -            
KOZ3C 2550 2550 1092 0.00 -         -       -      -            -        KOZ3P 2550 2550 7.5 0.00 -           -          -          -          -            
KOZ3C 2600 2600 1045 0.00 -         -       -      -            -        KOZ3P 2600 2600 9.5 0.00 -           -          -          -          -            
KOZ3C 2650 2650 998 0.00 -         -       -      -            -        KOZ3P 2650 2650 12.5 0.00 -           -          -          -          -            
KOZ3C 2700 2700 952 0.00 -         -       -      -            -        KOZ3P 2700 2700 15.5 0.00 -           -          -          -          -            
KOZ3C 2750 2750 906 0.00 -         -       -      -            -        KOZ3P 2750 2750 19.5 0.00 -           -          -          -          -            
KOZ3C 2800 2800 861.5 0.00 -         -       -      -            -        KOZ3P 2800 2800 24.5 0.00 -           -          -          -          -            
KOZ3C 2850 2850 817.5 0.00 -         -       -      -            -        KOZ3P 2850 2850 30 0.00 -           -          -          -          -            
KOZ3C 2900 2900 774 0.00 -         -       -      -            -        KOZ3P 2900 2900 36 0.00 -           -          -          -          -            
KOZ3C 2950 2950 732 0.00 -         -       -      -            -        KOZ3P 2950 2950 43.5 0.00 -           -          -          -          -            
KOZ3C 3000 3000 691 0.00 -         -       -      -            -        KOZ3P 3000 3000 52 0.00 -           -          -          -          -            
KOZ3C 3050 3050 651 0.00 -         -       -      -            -        KOZ3P 3050 3050 61.5 0.00 -           -          -          -          -            
KOZ3C 3100 3100 612 0.00 -         -       -      -            -        KOZ3P 3100 3100 72.5 0.00 -           -          -          -          -            
KOZ3C 3150 3150 574.5 0.00 -         -       -      -            -        KOZ3P 3150 3150 84.5 0.00 -           -          -          -          -            
KOZ3C 3200 3200 538.5 0.00 -         -       -      -            -        KOZ3P 3200 3200 97.5 0.00 -           -          -          -          -            
KOZ3C 3250 3250 503.5 0.00 -         -       -      -            -        KOZ3P 3250 3250 112.5 0.00 -           -          -          -          -            
KOZ3C 3300 3300 470 0.00 -         -       -      -            -        KOZ3P 3300 3300 128.5 0.00 -           -          -          300         -            
KOZ3C 3350 3350 438 0.00 -         -       -      -            -        KOZ3P 3350 3350 146 0.00 -           -          -          -          -            
KOZ3C 3400 3400 407.5 0.00 -         -       -      -            -        KOZ3P 3400 3400 164.5 0.00 -           -          -          200         -            
KOZ3C 3450 3450 378 0.00 -         -       -      -            -        KOZ3P 3450 3450 185 0.00 -           -          -          -          -            
KOZ3C 3500 3500 350.5 0.00 -         -       -      -            -        KOZ3P 3500 3500 207 0.00 -           -          -          -          -            
KOZ3C 3550 3550 324 0.00 -         -       -      -            -        KOZ3P 3550 3550 230 0.00 -           -          -          -          -            
KOZ3C 3600 3600 299.5 0.00 -         -       -      -            -        KOZ3P 3600 3600 255 0.00 -           -          -          -          -            
KOZ3C 3650 3650 276 0.00 -         -       -      -            -        KOZ3P 3650 3650 281 0.00 -           -          -          -          -            
KOZ3C 3700 3700 254 0.00 -         -       -      -            -        KOZ3P 3700 3700 308.5 0.00 -           -          -          -          -            
KOZ3C 3750 3750 233.5 0.00 -         -       -      -            -        KOZ3P 3750 3750 337.5 0.00 -           -          -          -          -            
KOZ3C 3800 3800 214 0.00 -         -       -      300.0        -        KOZ3P 3800 3800 367.5 0.00 -           -          -          -          -            
KOZ3C 3850 3850 196 0.00 -         -       -      -            -        KOZ3P 3850 3850 399 0.00 -           -          -          -          -            
KOZ3C 3900 3900 179 0.00 -         -       -      -            -        KOZ3P 3900 3900 431.5 0.00 -           -          -          -          -            
KOZ3C 3950 3950 163.5 0.00 -         -       -      -            -        KOZ3P 3950 3950 465.5 0.00 -           -          -          -          -            
KOZ3C 4000 4000 149 0.00 -         -       -      200.0        -        KOZ3P 4000 4000 500.5 0.00 -           -          -          -          -            
KOZ3C 4050 4050 135.5 0.00 -         -       -      -            -        KOZ3P 4050 4050 536.5 0.00 -           -          -          -          -            
KOZ3C 4100 4100 123 0.00 -         -       -      -            -        KOZ3P 4100 4100 574 0.00 -           -          -          -          -            
KOZ3C 4150 4150 111.5 0.00 -         -       -      -            -        KOZ3P 4150 4150 612 0.00 -           -          -          -          -            
KOZ3C 4200 4200 101 0.00 -         -       -      -            -        KOZ3P 4200 4200 651 0.00 -           -          -          -          -            
KOZ3C 4250 4250 91.5 0.00 -         -       -      -            -        KOZ3P 4250 4250 691 0.00 -           -          -          -          -            



KOZ3C 4300 4300 82.5 0.00 -         -       -      -            -        KOZ3P 4300 4300 731.5 0.00 -           -          -          -          -            
KOZ3C 4350 4350 74.5 0.00 -         -       -      -            -        KOZ3P 4350 4350 773 0.00 -           -          -          -          -            
KOZ3C 4400 4400 67 0.00 -         -       -      -            -        KOZ3P 4400 4400 815 0.00 -           -          -          -          -            
KOZ3C 4450 4450 60.5 0.00 -         -       -      -            -        KOZ3P 4450 4450 858 0.00 -           -          -          -          -            
KOZ3C 4500 4500 54 0.00 -         -       -      -            -        KOZ3P 4500 4500 901.5 0.00 -           -          -          -          -            
KOZ3C 4550 4550 48.5 0.00 -         -       -      -            -        KOZ3P 4550 4550 945.5 0.00 -           -          -          -          -            
KOZ3C 4600 4600 43.5 0.00 -         -       -      -            -        KOZ3P 4600 4600 989.5 0.00 -           -          -          -          -            
KOZ3C 4650 4650 39 0.00 -         -       -      -            -        KOZ3P 4650 4650 1034.5 0.00 -           -          -          -          -            
KOZ3C 4700 4700 35 0.00 -         -       -      -            -        KOZ3P 4700 4700 1080 0.00 -           -          -          -          -            
KOZ3C 4750 4750 31 0.00 -         -       -      -            -        KOZ3P 4750 4750 1126 0.00 -           -          -          -          -            
KOZ3C 4800 4800 28 0.00 -         -       -      -            -        KOZ3P 4800 4800 1172 0.00 -           -          -          -          -            
KOZ3C 4850 4850 25 0.00 -         -       -      -            -        KOZ3P 4850 4850 1218.5 0.00 -           -          -          -          -            

10Days 20Days 30Days 60Days 90Days
CALL Current 30.82 31.8 34.72 32.24 31           
PUT 1 week ago 31.77 26.94 26.54 27.85 31           
MEAN 1 month ago 35.92 32.13 29.58 32.86 35           
CALL 3 months ago 34.96 38.56 42.84 39.78 44           
PUT 6 months ago 55.25 42.44 55 42.88 38           
MEAN
CALL
PUT
MEAN

Source: Bloomberg
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Implied volatility for ATM 

SEP 23

OCT 23

NOV 23

Previous day 1D%CHG
35.12 34.94 0.52
35.13 34.95 0.52
35.13 34.95 0.52
35.85 35.65 0.56
35.82 35.69 0.36
35.84 35.67 0.46

35.53 35.35 0.51

35.53 35.34 0.54
35.53 35.36 0.48


