
Underlying instrument - FCPO CBOT Soybean oil futures
Cont Sett Change Open High Low Volm Open Int Cont Sett Change Open High Low Volm Open Int

FEB 23 3,833 -3 3,899 3,908 3,828 1,599 383 MAR 23 63.06 0.00 63.25 63.45 61.89 62,379     140,417    

MAR 23 3,841 -64 3,925 3,930 3,835 23,502 7,313 MAY 23 62.90 -0.19 63.07 63.25 61.78 33,013     92,697      

APR 23 3,845 -70 3,936 3,942 3,840 17,919 46,382 JUL 23 62.56 -0.16 62.68 62.87 61.48 22,295     66,556      

MAY 23 3,850 -77 3,944 3,947 3,848 9,834 44,334 AUG 23 62.04 -0.13 62.22 62.23 61.01 3,683       13,000      

JUN 23 3,845 -82 3,941 3,944 3,845 3,506 30,799 SEP 23 61.51 -0.13 61.65 61.73 60.57 3,342       12,793      

JUL 23 3,838 -84 3,931 3,931 3,838 3,723 16,238 OCT 23 60.91 -0.19 61.13 61.18 60.04 2,430       8,645        

AUG 23 3,829 -84 3,906 3,915 3,837 2,643 15,848 DEC 23 60.63 -0.26 60.90 60.90 59.75 6,620       33,905      

SEP 23 3,821 -84 3,895 3,906 3,828 1,746 6,998 JAN 24 60.38 -0.26 59.79 60.61 59.79 158          2,675        

OCT 23 3,814 -82 3,887 3,895 3,821 612 10,210 MAR 24 60.02 -0.28 59.44 59.71 59.19 17           1,731        

NOV 23 3,818 -82 3,876 3,896 3,818 1,052 2,284 MAY 24 59.77 -0.28 - - - 3             1,221        

DEC 23 3,825 -75 3,881 3,891 3,824 238 7,467 JUL 24 59.64 -0.31 - - - 3             872           

JAN 24 3,832 -78 3,889 3,900 3,832 137 834 AUG 24 59.38 -0.31 58.90 59.16 58.90 3             141           

MAR 24 3,850 -74 3,862 3,869 3,850 14 1,918 SEP 24 59.10 -0.31 - - - - 198           

MAY 24 3,840 -57 652 OCT 24 58.72 -0.31 - - - - 140           

JUL 24 3,840 -57 71 DEC 24 58.66 -0.31 58.15 58.15 58.15 1             1,713        

SEP 24 3,840 -57 1

NOV 24 3,840 -57 Source : Bloomberg

JAN 25 3,840 -57

MAR 25 3,840 -57

MAY 25 3,840 -57

JUL 25 3,840 -57

SEP 25 3,840 -57

NOV 25 3,840 -57

JAN 26 3,840 -57

Calls Puts
Ticker Strike Last 1D% High Low Volm OInt OICh Ticker Strike Last 1D% High Low Volm OInt OICh

Apr-23 (25d 2/10/23); CSize 25; KOJ3 3845.00

KOJ3C 2650 2650 1192.5 0.00 -         -       -      -            -        KOJ3P 2650 2650 0.5 0.00 -           -          -          -          -            

KOJ3C 2700 2700 1142.5 0.00 -         -       -      -            -        KOJ3P 2700 2700 0.5 0.00 -           -          -          -          -            

KOJ3C 2750 2750 1093 0.00 -         -       -      -            -        KOJ3P 2750 2750 0.5 0.00 -           -          -          -          -            

KOJ3C 2800 2800 1043 0.00 -         -       -      -            -        KOJ3P 2800 2800 0.5 0.00 -           -          -          -          -            

KOJ3C 2850 2850 993.5 0.00 -         -       -      -            -        KOJ3P 2850 2850 0.5 0.00 -           -          -          -          -            

KOJ3C 2900 2900 943.5 0.00 -         -       -      -            -        KOJ3P 2900 2900 1 0.00 -           -          -          -          -            

KOJ3C 2950 2950 894.5 0.00 -         -       -      -            -        KOJ3P 2950 2950 1 0.00 -           -          -          -          -            

KOJ3C 3000 3000 845 0.00 -         -       -      -            -        KOJ3P 3000 3000 2 0.00 -           -          -          -          -            

KOJ3C 3050 3050 796 0.00 -         -       -      -            -        KOJ3P 3050 3050 3 0.00 -           -          -          -          -            

KOJ3C 3100 3100 747.5 0.00 -         -       -      -            -        KOJ3P 3100 3100 4.5 0.00 -           -          -          -          -            

KOJ3C 3150 3150 699.5 0.00 -         -       -      -            -        KOJ3P 3150 3150 6 0.00 -           -          -          -          -            

KOJ3C 3200 3200 652.5 0.00 -         -       -      -            -        KOJ3P 3200 3200 8.5 0.00 -           -          -          -          -            

KOJ3C 3250 3250 606 0.00 -         -       -      -            -        KOJ3P 3250 3250 12 0.00 -           -          -          -          -            

KOJ3C 3300 3300 560 0.00 -         -       -      -            -        KOJ3P 3300 3300 16.5 0.00 -           -          -          -          -            

KOJ3C 3350 3350 516 0.00 -         -       -      -            -        KOJ3P 3350 3350 22 0.00 -           -          -          -          -            

KOJ3C 3400 3400 472.5 0.00 -         -       -      -            -        KOJ3P 3400 3400 28.5 0.00 -           -          -          -          -            

KOJ3C 3450 3450 431 0.00 -         -       -      -            -        KOJ3P 3450 3450 37 0.00 -           -          -          -          -            

KOJ3C 3500 3500 391.5 0.00 -         -       -      -            -        KOJ3P 3500 3500 47 0.00 -           -          -          -          -            

KOJ3C 3550 3550 353.5 0.00 -         -       -      -            -        KOJ3P 3550 3550 59 0.00 -           -          -          -          -            

KOJ3C 3600 3600 317.5 0.00 -         -       -      -            -        KOJ3P 3600 3600 73 0.00 -           -          -          400          -            

KOJ3C 3650 3650 283.5 0.00 -         -       -      -            -        KOJ3P 3650 3650 89 0.00 -           -          -          -          -            

KOJ3C 3700 3700 252 0.00 -         -       -      -            -        KOJ3P 3700 3700 107 0.00 -           -          -          -          -            

KOJ3C 3750 3750 222.5 0.00 -         -       -      -            -        KOJ3P 3750 3750 127.5 0.00 -           -          -          -          -            

KOJ3C 3800 3800 195.5 0.00 -         -       -      -            -        KOJ3P 3800 3800 150.5 0.00 -           -          -          100          -            

KOJ3C 3850 3850 170.5 0.00 -         -       -      -            -        KOJ3P 3850 3850 175.5 0.00 -           -          -          -          -            

KOJ3C 3900 3900 148 0.00 -         -       -      -            -        KOJ3P 3900 3900 203 0.00 -           -          -          -          -            

KOJ3C 3950 3950 128 0.00 -         -       -      -            -        KOJ3P 3950 3950 232.5 0.00 -           -          -          -          -            

KOJ3C 4000 4000 110 0.00 -         -       -      -            -        KOJ3P 4000 4000 264.5 0.00 -           -          -          -          -            

KOJ3C 4050 4050 93.5 0.00 -         -       -      -            -        KOJ3P 4050 4050 298.5 0.00 -           -          -          -          -            

KOJ3C 4100 4100 79.5 0.00 -         -       -      -            -        KOJ3P 4100 4100 334 0.00 -           -          -          -          -            

KOJ3C 4150 4150 67 0.00 -         -       -      -            -        KOJ3P 4150 4150 371.5 0.00 -           -          -          -          -            

KOJ3C 4200 4200 56.5 0.00 -         -       -      -            -        KOJ3P 4200 4200 410.5 0.00 -           -          -          -          -            

KOJ3C 4250 4250 47 0.00 -         -       -      -            -        KOJ3P 4250 4250 451 0.00 -           -          -          -          -            

KOJ3C 4300 4300 39 0.00 -         -       -      -            -        KOJ3P 4300 4300 493 0.00 -           -          -          -          -            

KOJ3C 4350 4350 32 0.00 -         -       -      -            -        KOJ3P 4350 4350 536 0.00 -           -          -          -          -            

KOJ3C 4400 4400 26.5 0.00 -         -       -      -            -        KOJ3P 4400 4400 580 0.00 -           -          -          -          -            

KOJ3C 4450 4450 21.5 0.00 -         -       -      -            -        KOJ3P 4450 4450 625.5 0.00 -           -          -          -          -            

KOJ3C 4500 4500 17.5 0.00 -         -       -      -            -        KOJ3P 4500 4500 671 0.00 -           -          -          -          -            

KOJ3C 4550 4550 14 0.00 -         -       -      -            -        KOJ3P 4550 4550 717.5 0.00 -           -          -          -          -            

KOJ3C 4600 4600 11.5 0.00 -         -       -      -            -        KOJ3P 4600 4600 765 0.00 -           -          -          -          -            

KOJ3C 4650 4650 9 0.00 -         -       -      -            -        KOJ3P 4650 4650 812.5 0.00 -           -          -          -          -            

KOJ3C 4700 4700 7.5 0.00 -         -       -      -            -        KOJ3P 4700 4700 860.5 0.00 -           -          -          -          -            

KOJ3C 4750 4750 6 0.00 -         -       -      -            -        KOJ3P 4750 4750 909 0.00 -           -          -          -          -            

KOJ3C 4800 4800 4.5 0.00 -         -       -      -            -        KOJ3P 4800 4800 957.5 0.00 -           -          -          -          -            

KOJ3C 4850 4850 3.5 0.00 -         -       -      -            -        KOJ3P 4850 4850 1006.5 0.00 -           -          -          -          -            

KOJ3C 4900 4900 3 0.00 -         -       -      -            -        KOJ3P 4900 4900 1055.5 0.00 -           -          -          -          -            

KOJ3C 4950 4950 2 0.00 -         -       -      -            -        KOJ3P 4950 4950 1105 0.00 -           -          -          -          -            

KOJ3C 5000 5000 1.5 0.00 -         -       -      -            -        KOJ3P 5000 5000 1154 0.00 -           -          -          -          -            

KOJ3C 5050 5050 1.5 0.00 -         -       -      -            -        KOJ3P 5050 5050 1203.5 0.00 -           -          -          -          -            

KOJ3C 5100 5100 1 0.00 -         -       -      -            -        KOJ3P 5100 5100 1253.5 0.00 -           -          -          -          -            

May-23 (53d 3/10/23); CSize 25; KOK3 3850.00

KOK3C 2650 2650 1196 0.00 0.0 0 0 0 0 KOK3P 2650 2650 1.5 0.00 -           -          0 -          -            

KOK3C 2700 2700 1147 0.00 -         -       -      -            -        KOK3P 2700 2700 2 0.00 -           -          -          -          -            

KOK3C 2750 2750 1098 0.00 -         -       -      -            -        KOK3P 2750 2750 3 0.00 -           -          -          -          -            

KOK3C 2800 2800 1049.5 0.00 -         -       -      -            -        KOK3P 2800 2800 4 0.00 -           -          -          -          -            

KOK3C 2850 2850 1001 0.00 -         -       -      -            -        KOK3P 2850 2850 5.5 0.00 -           -          -          -          -            

KOK3C 2900 2900 953.5 0.00 -         -       -      -            -        KOK3P 2900 2900 7.5 0.00 -           -          -          -          -            

KOK3C 2950 2950 906 0.00 -         -       -      -            -        KOK3P 2950 2950 10 0.00 -           -          -          -          -            

KOK3C 3000 3000 859 0.00 -         -       -      -            -        KOK3P 3000 3000 13 0.00 -           -          -          -          -            

KOK3C 3050 3050 813 0.00 -         -       -      -            -        KOK3P 3050 3050 16.5 0.00 -           -          -          -          -            

KOK3C 3100 3100 767.5 0.00 -         -       -      -            -        KOK3P 3100 3100 21 0.00 -           -          -          -          -            

KOK3C 3150 3150 723 0.00 -         -       -      -            -        KOK3P 3150 3150 26 0.00 -           -          -          -          -            

KOK3C 3200 3200 679.5 0.00 -         -       -      -            -        KOK3P 3200 3200 32.5 0.00 -           -          -          -          -            

KOK3C 3250 3250 637 0.00 -         -       -      -            -        KOK3P 3250 3250 39.5 0.00 -           -          -          -          -            

KOK3C 3300 3300 596 0.00 -         -       -      -            -        KOK3P 3300 3300 48.5 0.00 -           -          -          -          -            

KOK3C 3350 3350 556 0.00 -         -       -      -            -        KOK3P 3350 3350 58 0.00 -           -          -          -          -            

KOK3C 3400 3400 517 0.00 -         -       -      -            -        KOK3P 3400 3400 69 0.00 -           -          -          -          -            

KOK3C 3450 3450 480 0.00 -         -       -      -            -        KOK3P 3450 3450 82 0.00 -           -          -          -          -            

KOK3C 3500 3500 444.5 0.00 -         -       -      -            -        KOK3P 3500 3500 96 0.00 -           -          -          200          -            

KOK3C 3550 3550 410.5 0.00 -         -       -      -            -        KOK3P 3550 3550 111.5 0.00 -           -          -          -          -            

KOK3C 3600 3600 378 0.00 -         -       -      -            -        KOK3P 3600 3600 129 0.00 -           -          -          -          -            

KOK3C 3650 3650 347 0.00 -         -       -      -            -        KOK3P 3650 3650 148 0.00 -           -          -          -          -            

KOK3C 3700 3700 318 0.00 -         -       -      -            -        KOK3P 3700 3700 168.5 0.00 -           -          -          1,250       -            

KOK3C 3750 3750 290.5 0.00 -         -       -      -            -        KOK3P 3750 3750 191 0.00 -           -          -          -          -            

KOK3C 3800 3800 264.5 0.00 -         -       -      -            -        KOK3P 3800 3800 214.5 0.00 -           -          -          -          -            

KOK3C 3850 3850 240.5 0.00 -         -       -      -            -        KOK3P 3850 3850 240.5 0.00 -           -          -          -          -            

KOK3C 3900 3900 218 0.00 -         -       -      -            -        KOK3P 3900 3900 267.5 0.00 -           -          -          1,400       -            

KOK3C 3950 3950 197 0.00 -         -       -      -            -        KOK3P 3950 3950 296.5 0.00 -           -          -          -          -            

KOK3C 4000 4000 177.5 0.00 -         -       -      -            -        KOK3P 4000 4000 327 0.00 -           -          -          -          -            
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KOK3C 4050 4050 159.5 0.00 -         -       -      -            -        KOK3P 4050 4050 359 0.00 -           -          -          -          -            

KOK3C 4100 4100 143 0.00 -         -       -      1,250.0     -        KOK3P 4100 4100 392 0.00 -           -          -          -          -            

KOK3C 4150 4150 128 0.00 -         -       -      -            -        KOK3P 4150 4150 427 0.00 -           -          -          -          -            

KOK3C 4200 4200 114.5 0.00 -         -       -      -            -        KOK3P 4200 4200 463 0.00 -           -          -          -          -            

KOK3C 4250 4250 102 0.00 -         -       -      -            -        KOK3P 4250 4250 500 0.00 -           -          -          -          -            

KOK3C 4300 4300 90.5 0.00 -         -       -      1,400.0     -        KOK3P 4300 4300 538.5 0.00 -           -          -          -          -            

KOK3C 4350 4350 80 0.00 -         -       -      -            -        KOK3P 4350 4350 578 0.00 -           -          -          -          -            

KOK3C 4400 4400 71 0.00 -         -       -      -            -        KOK3P 4400 4400 618.5 0.00 -           -          -          -          -            

KOK3C 4450 4450 62.5 0.00 -         -       -      -            -        KOK3P 4450 4450 660 0.00 -           -          -          -          -            

KOK3C 4500 4500 55 0.00 -         -       -      100.0        -        KOK3P 4500 4500 702.5 0.00 -           -          -          -          -            

KOK3C 4550 4550 48.5 0.00 -         -       -      -            -        KOK3P 4550 4550 745.5 0.00 -           -          -          -          -            

KOK3C 4600 4600 42.5 0.00 -         -       -      -            -        KOK3P 4600 4600 789 0.00 -           -          -          -          -            

KOK3C 4650 4650 37 0.00 -         -       -      -            -        KOK3P 4650 4650 833.5 0.00 -           -          -          -          -            

KOK3C 4700 4700 32.5 0.00 -         -       -      -            -        KOK3P 4700 4700 878.5 0.00 -           -          -          -          -            

KOK3C 4750 4750 28 0.00 -         -       -      -            -        KOK3P 4750 4750 924.5 0.00 -           -          -          -          -            

KOK3C 4800 4800 24.5 0.00 -         -       -      1,450.0     -        KOK3P 4800 4800 970.5 0.00 -           -          -          -          -            

KOK3C 4850 4850 21.5 0.00 -         -       -      -            -        KOK3P 4850 4850 1017 0.00 -           -          -          -          -            

KOK3C 4900 4900 18.5 0.00 -         -       -      -            -        KOK3P 4900 4900 1064 0.00 -           -          -          -          -            

KOK3C 4950 4950 16 0.00 -         -       -      -            -        KOK3P 4950 4950 1111 0.00 -           -          -          -          -            

KOK3C 5000 5000 14 0.00 -         -       -      -            -        KOK3P 5000 5000 1158.5 0.00 -           -          -          -          -            

KOK3C 5050 5050 12 0.00 -         -       -      -            -        KOK3P 5050 5050 1206.5 0.00 -           -          -          -          -            

KOK3C 5100 5100 10 0.00 -         -       -      1,400.0     -        KOK3P 5100 5100 1254.5 0.00 -           -          -          -          -            

Jun-23 (84d 4/10/23); CSize 25; KOM3 3845.00

KOM3C 2650 2650 1193 0.00 -         -       -      -            -        KOM3P 2650 2650 6 0.00 -           -          -          -          -            

KOM3C 2700 2700 1145 0.00 -         -       -      -            -        KOM3P 2700 2700 8 0.00 -           -          -          -          -            

KOM3C 2750 2750 1097.5 0.00 -         -       -      -            -        KOM3P 2750 2750 10.5 0.00 -           -          -          -          -            

KOM3C 2800 2800 1051 0.00 -         -       -      -            -        KOM3P 2800 2800 13 0.00 -           -          -          -          -            

KOM3C 2850 2850 1004.5 0.00 -         -       -      -            -        KOM3P 2850 2850 16.5 0.00 -           -          -          -          -            

KOM3C 2900 2900 958.5 0.00 -         -       -      -            -        KOM3P 2900 2900 20.5 0.00 -           -          -          -          -            

KOM3C 2950 2950 913.5 0.00 -         -       -      -            -        KOM3P 2950 2950 25 0.00 -           -          -          -          -            

KOM3C 3000 3000 869.5 0.00 -         -       -      -            -        KOM3P 3000 3000 30.5 0.00 -           -          -          -          -            

KOM3C 3050 3050 826 0.00 -         -       -      -            -        KOM3P 3050 3050 36.5 0.00 -           -          -          -          -            

KOM3C 3100 3100 783.5 0.00 -         -       -      -            -        KOM3P 3100 3100 43.5 0.00 -           -          -          -          -            

KOM3C 3150 3150 742 0.00 -         -       -      -            -        KOM3P 3150 3150 52 0.00 -           -          -          -          -            

KOM3C 3200 3200 701.5 0.00 -         -       -      -            -        KOM3P 3200 3200 61 0.00 -           -          -          -          -            

KOM3C 3250 3250 662 0.00 -         -       -      -            -        KOM3P 3250 3250 71.5 0.00 -           -          -          -          -            

KOM3C 3300 3300 624 0.00 -         -       -      -            -        KOM3P 3300 3300 83 0.00 -           -          -          -          -            

KOM3C 3350 3350 587 0.00 -         -       -      -            -        KOM3P 3350 3350 95.5 0.00 -           -          -          -          -            

KOM3C 3400 3400 551.5 0.00 -         -       -      -            -        KOM3P 3400 3400 109.5 0.00 -           -          -          -          -            

KOM3C 3450 3450 517 0.00 -         -       -      -            -        KOM3P 3450 3450 125 0.00 -           -          -          -          -            

KOM3C 3500 3500 484 0.00 -         -       -      -            -        KOM3P 3500 3500 141.5 0.00 -           -          -          -          -            

KOM3C 3550 3550 452 0.00 -         -       -      -            -        KOM3P 3550 3550 159.5 0.00 -           -          -          -          -            

KOM3C 3600 3600 422 0.00 -         -       -      -            -        KOM3P 3600 3600 178.5 0.00 -           -          -          -          -            

KOM3C 3650 3650 393 0.00 -         -       -      -            -        KOM3P 3650 3650 199.5 0.00 -           -          -          -          -            

KOM3C 3700 3700 365.5 0.00 -         -       -      -            -        KOM3P 3700 3700 221.5 0.00 -           -          -          -          -            

KOM3C 3750 3750 339.5 0.00 -         -       -      -            -        KOM3P 3750 3750 245 0.00 -           -          -          -          -            

KOM3C 3800 3800 314.5 0.00 -         -       -      -            -        KOM3P 3800 3800 270 0.00 -           -          -          -          -            

KOM3C 3850 3850 291 0.00 -         -       -      -            -        KOM3P 3850 3850 296 0.00 -           -          -          -          -            

KOM3C 3900 3900 269 0.00 -         -       -      -            -        KOM3P 3900 3900 323.5 0.00 -           -          -          -          -            

KOM3C 3950 3950 248 0.00 -         -       -      -            -        KOM3P 3950 3950 352.5 0.00 -           -          -          -          -            

KOM3C 4000 4000 228.5 0.00 -         -       -      -            -        KOM3P 4000 4000 382.5 0.00 -           -          -          -          -            

KOM3C 4050 4050 210 0.00 -         -       -      -            -        KOM3P 4050 4050 413.5 0.00 -           -          -          -          -            

KOM3C 4100 4100 193 0.00 -         -       -      -            -        KOM3P 4100 4100 446 0.00 -           -          -          -          -            

KOM3C 4150 4150 177 0.00 -         -       -      -            -        KOM3P 4150 4150 480 0.00 -           -          -          -          -            

KOM3C 4200 4200 162 0.00 -         -       -      -            -        KOM3P 4200 4200 514.5 0.00 -           -          -          -          -            

KOM3C 4250 4250 148 0.00 -         -       -      -            -        KOM3P 4250 4250 550.5 0.00 -           -          -          -          -            

KOM3C 4300 4300 135.5 0.00 -         -       -      -            -        KOM3P 4300 4300 587 0.00 -           -          -          -          -            

KOM3C 4350 4350 123.5 0.00 -         -       -      -            -        KOM3P 4350 4350 625 0.00 -           -          -          -          -            

KOM3C 4400 4400 112.5 0.00 -         -       -      -            -        KOM3P 4400 4400 663.5 0.00 -           -          -          -          -            

KOM3C 4450 4450 102 0.00 -         -       -      -            -        KOM3P 4450 4450 703 0.00 -           -          -          -          -            

KOM3C 4500 4500 93 0.00 -         -       -      -            -        KOM3P 4500 4500 743.5 0.00 -           -          -          -          -            

KOM3C 4550 4550 84.5 0.00 -         -       -      -            -        KOM3P 4550 4550 784.5 0.00 -           -          -          -          -            

KOM3C 4600 4600 76.5 0.00 -         -       -      -            -        KOM3P 4600 4600 826 0.00 -           -          -          -          -            

KOM3C 4650 4650 69 0.00 -         -       -      -            -        KOM3P 4650 4650 868.5 0.00 -           -          -          -          -            

KOM3C 4700 4700 62.5 0.00 -         -       -      -            -        KOM3P 4700 4700 911.5 0.00 -           -          -          -          -            

KOM3C 4750 4750 56.5 0.00 -         -       -      -            -        KOM3P 4750 4750 955 0.00 -           -          -          -          -            

KOM3C 4800 4800 51 0.00 -         -       -      -            -        KOM3P 4800 4800 999 0.00 -           -          -          -          -            

KOM3C 4850 4850 46 0.00 -         -       -      -            -        KOM3P 4850 4850 1044 0.00 -           -          -          -          -            

KOM3C 4900 4900 41.5 0.00 -         -       -      -            -        KOM3P 4900 4900 1089 0.00 -           -          -          -          -            

KOM3C 4950 4950 37 0.00 -         -       -      -            -        KOM3P 4950 4950 1134.5 0.00 -           -          -          -          -            

KOM3C 5000 5000 33.5 0.00 -         -       -      -            -        KOM3P 5000 5000 1180.5 0.00 -           -          -          -          -            

KOM3C 5050 5050 30 0.00 -         -       -      -            -        KOM3P 5050 5050 1226.5 0.00 -           -          -          -          -            

KOM3C 5100 5100 27 0.00 -         -       -      -            -        KOM3P 5100 5100 1273 0.00 -           -          -          -          -            

Jul-23 (114d 5/10/23); CSize 25; KON3 3838.00

KON3C 2650 2650 1189.5 0.00 -         -       -      -            -        KON3P 2650 2650 13 0.00 -           -          -          -          -            

KON3C 2700 2700 1143 0.00 -         -       -      -            -        KON3P 2700 2700 16 0.00 -           -          -          -          -            

KON3C 2750 2750 1097 0.00 -         -       -      -            -        KON3P 2750 2750 19.5 0.00 -           -          -          -          -            

KON3C 2800 2800 1051.5 0.00 -         -       -      -            -        KON3P 2800 2800 23.5 0.00 -           -          -          -          -            

KON3C 2850 2850 1007 0.00 -         -       -      -            -        KON3P 2850 2850 28.5 0.00 -           -          -          -          -            

KON3C 2900 2900 963 0.00 -         -       -      -            -        KON3P 2900 2900 34 0.00 -           -          -          -          -            

KON3C 2950 2950 920 0.00 -         -       -      -            -        KON3P 2950 2950 40.5 0.00 -           -          -          -          -            

KON3C 3000 3000 877.5 0.00 -         -       -      -            -        KON3P 3000 3000 48 0.00 -           -          -          -          -            

KON3C 3050 3050 836.5 0.00 -         -       -      -            -        KON3P 3050 3050 56 0.00 -           -          -          -          -            

KON3C 3100 3100 796 0.00 -         -       -      -            -        KON3P 3100 3100 65 0.00 -           -          -          -          -            

KON3C 3150 3150 756.5 0.00 -         -       -      -            -        KON3P 3150 3150 75 0.00 -           -          -          -          -            

KON3C 3200 3200 718 0.00 -         -       -      -            -        KON3P 3200 3200 86 0.00 -           -          -          -          -            

KON3C 3250 3250 681 0.00 -         -       -      -            -        KON3P 3250 3250 98.5 0.00 -           -          -          -          -            

KON3C 3300 3300 644.5 0.00 -         -       -      -            -        KON3P 3300 3300 112 0.00 -           -          -          -          -            

KON3C 3350 3350 609.5 0.00 -         -       -      -            -        KON3P 3350 3350 126.5 0.00 -           -          -          -          -            

KON3C 3400 3400 575.5 0.00 -         -       -      -            -        KON3P 3400 3400 142 0.00 -           -          -          -          -            

KON3C 3450 3450 543 0.00 -         -       -      -            -        KON3P 3450 3450 159 0.00 -           -          -          -          -            

KON3C 3500 3500 511.5 0.00 -         -       -      -            -        KON3P 3500 3500 177 0.00 -           -          -          -          -            

KON3C 3550 3550 481.5 0.00 -         -       -      -            -        KON3P 3550 3550 196 0.00 -           -          -          -          -            

KON3C 3600 3600 452.5 0.00 -         -       -      -            -        KON3P 3600 3600 217 0.00 -           -          -          -          -            

KON3C 3650 3650 424.5 0.00 -         -       -      -            -        KON3P 3650 3650 238.5 0.00 -           -          -          -          -            

KON3C 3700 3700 398 0.00 -         -       -      -            -        KON3P 3700 3700 261.5 0.00 -           -          -          -          -            

KON3C 3750 3750 373 0.00 -         -       -      -            -        KON3P 3750 3750 286 0.00 -           -          -          -          -            

KON3C 3800 3800 349 0.00 -         -       -      -            -        KON3P 3800 3800 311 0.00 -           -          -          -          -            

KON3C 3850 3850 326 0.00 -         -       -      -            -        KON3P 3850 3850 338 0.00 -           -          -          -          -            

KON3C 3900 3900 304 0.00 -         -       -      -            -        KON3P 3900 3900 365.5 0.00 -           -          -          -          -            

KON3C 3950 3950 283.5 0.00 -         -       -      -            -        KON3P 3950 3950 394.5 0.00 -           -          -          -          -            

KON3C 4000 4000 264 0.00 -         -       -      50.0          -        KON3P 4000 4000 424.5 0.00 -           -          -          -          -            

KON3C 4050 4050 245.5 0.00 -         -       -      -            -        KON3P 4050 4050 455.5 0.00 -           -          -          -          -            

KON3C 4100 4100 228.5 0.00 -         -       -      -            -        KON3P 4100 4100 488 0.00 -           -          -          -          -            

KON3C 4150 4150 212 0.00 -         -       -      -            -        KON3P 4150 4150 521 0.00 -           -          -          -          -            

KON3C 4200 4200 196.5 0.00 -         -       -      -            -        KON3P 4200 4200 555 0.00 -           -          -          -          -            

KON3C 4250 4250 182 0.00 -         -       -      -            -        KON3P 4250 4250 590 0.00 -           -          -          -          -            

KON3C 4300 4300 168.5 0.00 -         -       -      -            -        KON3P 4300 4300 626 0.00 -           -          -          -          -            

KON3C 4350 4350 156 0.00 -         -       -      -            -        KON3P 4350 4350 663 0.00 -           -          -          -          -            

KON3C 4400 4400 144 0.00 -         -       -      -            -        KON3P 4400 4400 700.5 0.00 -           -          -          -          -            

KON3C 4450 4450 133 0.00 -         -       -      -            -        KON3P 4450 4450 739 0.00 -           -          -          -          -            

KON3C 4500 4500 122.5 0.00 -         -       -      -            -        KON3P 4500 4500 778 0.00 -           -          -          -          -            

KON3C 4550 4550 113 0.00 -         -       -      -            -        KON3P 4550 4550 818 0.00 -           -          -          -          -            

KON3C 4600 4600 104 0.00 -         -       -      -            -        KON3P 4600 4600 858.5 0.00 -           -          -          -          -            

KON3C 4650 4650 95.5 0.00 -         -       -      -            -        KON3P 4650 4650 900 0.00 -           -          -          -          -            

KON3C 4700 4700 88 0.00 -         -       -      -            -        KON3P 4700 4700 941.5 0.00 -           -          -          -          -            

KON3C 4750 4750 81 0.00 -         -       -      -            -        KON3P 4750 4750 984 0.00 -           -          -          -          -            



KON3C 4800 4800 74 0.00 -         -       -      -            -        KON3P 4800 4800 1027 0.00 -           -          -          -          -            

KON3C 4850 4850 68 0.00 -         -       -      -            -        KON3P 4850 4850 1070 0.00 -           -          -          -          -            

KON3C 4900 4900 62.5 0.00 -         -       -      -            -        KON3P 4900 4900 1114 0.00 -           -          -          -          -            

KON3C 4950 4950 57 0.00 -         -       -      -            -        KON3P 4950 4950 1158.5 0.00 -           -          -          -          -            

KON3C 5000 5000 52 0.00 -         -       -      -            -        KON3P 5000 5000 1203 0.00 -           -          -          -          -            

KON3C 5050 5050 47.5 0.00 -         -       -      -            -        KON3P 5050 5050 1248 0.00 -           -          -          -          -            

KON3C 5100 5100 43.5 0.00 -         -       -      -            -        KON3P 5100 5100 1293.5 0.00 -           -          -          -          -            

10Days 20Days 30Days 60Days 90Days

CALL Current 31.34 35.91 34.9 31.88 30           

PUT 1 week ago 21.81 24.56 29.93 28.38 34           

MEAN 1 month ago 21.06 27.09 26.95 35.52 36           

CALL 3 months ago 43.62 44.36 40.89 40.65 43           

PUT 6 months ago 40.44 57.92 48.94 37.69 34           

MEAN

CALL

PUT

MEAN

Source: Bloomberg
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Implied volatility for ATM 

APR 23

MAY 23

JUN 23

Previous day 1D%CHG

39.56 40.24 -1.69

39.57 40.24 -1.67

39.57 40.24 -1.68

40.81 41.48 -1.62

40.81 41.48 -1.62

40.81 41.48 -1.62

40.22 40.87 -1.59

40.22 40.87 -1.59

40.22 40.87 -1.59


